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Statement as of December 31, 2018 ofthe HIMO Partners, Inc

SUMMARY INVESTMENT SCHEDULE

Gross Admitted Assets as Reported
Investment Holdings in the Annual Statement
1 2 3 4 5 6
Securities Lending Total
Reinvested (Col. 3+4)
Investment Categories Amount Percentage Amount Collateral Amount Amount Percentage
1. Bonds:
1.1 U.S. treasury SECUMHES. .......c.cvveveevcveeeeieieeee et sessesens | evenienees 18,958,066 | ........... 254 | ... 18,958,086 | ...cvovvvererrirereiriieens | crervieienns 18,958,066 | ........... 18.4
1.2 U.S. government agency obligations (excluding mortgage-backed
securities):
1.21 Issued by U.S. government agenCies..........cocveuerriireinieversieesesseesesees | cevevssiesesssssesssssesnns | cvvesesennd 0.0 [ oo et | e (01 I 0.0
1.22 lIssued by U.S. government sponsored agenCies...........ccoevvveveureeveenenns | covervevenenns 250,018 | ............. 0.3 | e 250,018 | .o | e 250,018 | ............. 0.2
1.3 Non-U.S. government (including Canada, excluding mortgage-
DACKED SECUMHIES)........cvvervrcerieritet ittt sstenes | esbsesiannenn 914,642 | ............. 1.2 | 914,642 | ... | s 914,642 | ............. 0.9
1.4 Securities issued by states, territories and possessions and political
subdivisions in the U.S.:
1.41 States, territories and possessions general obligations...............cceeveees | coverrivevnnne 250,000 | ............ 0.3 | oo 250,000 | .oovevereereeeeeeeees | e 250,000 | ..o, 0.2
1.42 Political subdivisions of states, territories and possessions and
political subdivisions general 0bligations.............ccueeeenrereirrirnenieneineinees | ceeereireeeessseseeseeenees | seeseereeens 0.0 [ e | e | reeeress e (VI 0.0
1.43 Revenue and assessment obligations.............cccocceevieviiecesiieesiecens | ceverinns 1,741,340 | ............. 23 | . 1,741,340 | oo | e 1,741,340 | ..o 1.7
1.44 Industrial development and similar Obligations............cccccevcveiricienieiies | e | cevesieienad 0.0 [ | e | e 0] e 0.0
1.5 Mortgage-backed securities (includes residential and commercial MBS):
1.51 Pass-through securities:
1.511 Issued or guaranteed by GNMA............cocorrnnrrrnennnereinenees [ rereennnnineeseensnennns | eennereenness0:00 | orinisineiesinrnens | | e [V 0.0
1.512 Issued or guaranteed by FNMA and FHLMC............cccccoeviivievcinns | c0000eeen8,343,325 | o112 | 08,343,325 | | e 8,343,325 | ............. 8.1
1.513 AlLONET ..o sssssnssnnssnnes | snssnsssssssnsssnsssssssnnses | srensenssend020) | ot | oesnsssssssssssinns | cevesssessessessses s (O I 0.0
1.52 CMOs and REMICs:
1.521 Issued or guaranteed by GNMA, FNMA, FHLMC or VA.......ccccooceee | ovvvevriienenns 74,227 | ............. 0.1 | oo TA22T | oo | e 74,227 | ............. 0.1
1.522 Issued by non-U.S. Government issuers and collateralized
by mortgage-based securities issued or guaranteed
by agencies Shown in Line 1.5271........c.ovrrninrnrnnninnneieenniens [ eeneneisesssnsenseseeinns | coneeneeeens 0.0 [ | e | e (O] I 0.0
1,523 AllOHNET ... | seeneenens 1,107,104 | ............. 15 | 1,107,104 | oo | e 1,107,104 | ............. 1.1
2. Other debt and other fixed income securities (excluding short-term):
2.1 Unaffiliated domestic securities (includes credit tenant loans and
YT SECUMHES). . ..vo vttt | oessneens 16,558,269
2.2 Unaffiliated non-U.S. securities (including Canada)... ..4,776,810
2.3 Afiliated SECUMHIES. .....c.. et | seesesieeb e ess s
3. Equity interests:
3.1 Investments in MULUAI fUNGS..........ccoviiiniicceeeneieseens | cereieeesseeesenns | conenieeenes 0.0 [ e e | e (V1 0.0
3.2 Preferred stocks:
321 AFIlIAtE. ... | ensenssnssnsssssnnnns | o000 | || (O I 0.0
3.22 Unaffiliated........ooouierieieeeeeisissiesissississsssssssssssnsens | eevnnsssssssssssssnnsinnes | soeseennneni020) | ot || e (O S 0.0
3.3 Publicly traded equity securities (excluding preferred stocks):
3.31 Affiliated .
3.32 Unaffiliated........covrrurrnrinrirrirninrineseisissnsiseesssssssssssssssssssssssssssssenssssens | sesennnsn0,204,484 | 8.3 | 8,204,484 | oo | e 6,204,484 | ............. 6.0
3.4 Other equity securities:
341 AFFIlIAEEA. ... sseeesesestenssesenssnssnssnees | ressensnnessnnssensensnnnns | senenneenns020 [ e [ | s (O I 0.0
342 Unaffiliated.........oovvvieiiiiiisesiesssssisssissississsssssnsens | enensssssssssnssnnns | o020 | || s (O S 0.0

© o N >

35
3.51 Affiliated.....
3.52 Unaffiliated
Mortgage loans:
41
4.2
43
44
45
46
Real estate investments:
5.1
5.2

53
satisfaction of debt)

CONrACLIOBNS........cvoivieicteie et
DEIVALIVES. ....cucviiecterccteisie ettt bbb aen

Receivables for securities

Securities lending (Line 10, Asset Page reinvested collateral)
. Cash, cash equivalents and short-term investments...........cccccoveereeenesieieinns
. Other invested assets
. TOtal INVESIEA @SSELS. ..o

Construction and land development
AGFCURUFEL ...
Single family residential properties
Multifamily residential properties.....................
COMMEICIAI I0BNS.......oovvrrirrierieeii s
Mezzanine real estate loans

Other equity interests including tangible personal property under lease:

Property occupied by company..........c..cc.......
Property held for production of income (including $.......... 0 of
property acquired in satisfaction of debt)
Property held for sale (including $......... 0 property acquired in

............ 5,508,403
.10,024,369

.......... 74,711,058
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Statement as of December 31, 2018 ofthe HIMO Partners, Inc

10.
1.
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10.

1.
12.
13.
14.
15.

SCHEDULE A - VERIFICATION BETWEEN YEARS

Real Estate

Book/adjusted carrying value, DECEMDEE 31 OF PHOr YEAT...........cceiiceiiiiiteieeetse ettt ettt ettt s bbbt b s b b st et a bbbt s st b st s st bnns
Cost of acquired:

2.1 Actual cost at time of acquisition (Part 2, COIUMN 6)..........ccvrurrerirrnrrririnissies et ssessenes

2.2 Additional investment made after acquisition (Part 2, Column 9)

Current year change in encumbrances:
3.1 Totals, Part 1, Column 13...
3.2 Totals, Part 3, Column 11........ccoevvevrvennnee

Total gain (loss) on disposals, Part 3, ColumMN 18..........cccevevvevreerereeeeeeees s et et a e bt s et n ettt nes

Deduct amounts received on disposals, Part 3, Column 15.

Total foreign exchange change in book/adjusted carrying value:

6.1 Totals, Part 1, COIUMN 15. ...t

6.2 Totals, Part 3, COIUMN 13 ...ttt bbb bbb bbbt b st n e

Deduct current year's other-than-temporary impairment recognized:

7.4 Totals, Part 1, COIUMN 12........coiiiiieie et

7.2 Totals, Part 3, COIUMN 10.......coieieeeieeieieeeeie ettt ettt bbbt ss s st et nten s

Deduct current year's depreciation:

8.1 Totals, Part 1, COIUMN 11 . ..ottt sttt bbbt s st s s

8.2 Totals, Part 3, COIUMN 9.

Book/adjusted carrying value at end of current period (LINES 142+3H4-546-7-8)........ccrruirrierrireieineineereise ettt st ss bbbt
Deduct total NONAAMItIEA BMOUNES..........c..iiiiiii s

Statement value at end of current period (Line 9 minus Line 10)

SCHEDULE B - VERIFICATION BETWEEN YEARS

Mortgage Loans
Book value/recorded investment excluding accrued interest, DECEMDEr 31 Of PHOT YEAT..........ccucicviuicicicisee et
Cost of acquired:
2.1 Actual cost at time of acquisition (Part 2, COIUMN 7).......c.cviueieiiieieieeesie ettt
2.2 Additional investment made after acquisition (Part 2, COIUMN 8)...........ccvuririnrirrinierneeeessneeeee s ssessseeenes

Capitalized deferred interest and other:

3.1 Totals, Part 1, COIUMN 12.......cuiiceicee ettt sttt bbbt st
3.2 Totals, Part 3, COIUMN 11ttt ettt
ACCTUAL OF GISCOUNL.........ovicveieeictcte ettt b s bbb s b s e s b st b bbb s bbb e b8 s bbb bbb b s e bt e bbb s bt s b ns

Unrealized valuation increase (decrease):

5.1 Totals, Part 1, COUMN O........cuiiiiiiieiseiteie ittt bbb bbb
52  Totals, Part 3, Column 8.........ccceoeveveierceeeieeeee e
Total gain (loss) on disposals, Part 3, Column 18...........ccccovvvrennee

Deduct amounts received on disposals, Part 3, Column 15

Deduct amortization of premium and mortgage interest points and COMMIEMENE fEES............ccvieiiiiicieice et

Total foreign exchange change in book value/recorded investment excluding accrued interest:
9.1 Totals, Part 1, COIUMN 13......oceieiceeee ettt st st bbbt bbb et st st
9.2 Totals, Part 3, COIUMN 13.......coiiireieiei ittt bbb

Deduct current year's other-than-temporary impairment recognized:
10,1 TotalS, Part 1, COIUMN Tttt
10.2  Totals, Part 3, COMUMN 0.......oeeoeeeeeeeeeeeeeee ettt ettt sttt st st st st s st se st st st se st st st st sese st sesesesesesanans

Book value/recorded investment excluding accrued interest at end of current period (Lines 1+2+3+4+5+6-7-8+9-10).........cccoceererrireriereeerieiesie s

TOtAl VAIUGLON GIOWANCE. ........c..cveieieeiciiieieisiie ittt bttt s e84t bbb e s a8t d b s s bbb s b n bbbt ns

SUDEOAL (LINE 11 PIUS LINE 12).....eoeeeereieeiecietseieeieese ettt st sse s s e s s8££ 828228 E bRt n et

Deduct total NONAAMITEEA @MOUNLS. .........euiiieieiieie ettt sttt s8R R et e bbb s et

Statement value of mortgages owned at end of current period (Line 13 MINUS LINE 14)........c.vurririiriereieieisceeeeseie ettt ss sttt sssssenssines
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Statement as of December 31, 2018 ofthe HIMO Partners, Inc
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SCHEDULE BA - VERIFICATION BETWEEN YEARS

Other Long-Term Invested Assets

Book/adjusted carrying value, DECEMDET 31 Of PHOr YEAT...........cciicieiiicteieee ettt bbbttt a b a bbbt st st a ettt b st b st s st b e

Cost of acquired:

2.1 Actual cost at time of acquisition (Part 2, COIUMN 8)..........ccvvuririrrnrrririsissisee st essnes 10,000,000

2.2 Additional investment made after acquisition (Part 2, COIUMN 9).........cviiviririiisiee e 150,082 10,150,082
Capitalized deferred interest and other:

3.1 Totals, Part 1, COIUMN 16.........cciiiiiii bbbt

3.2 Totals, Part 3, COIUMN 12.........coiuieiciieeieieeee ettt bbbttt s e an 0
ACCTUBL OF BISCOUNL........ooieii bbb

Unrealized valuation increase (decrease):

5.1 Totals, Part 1, Column 13... (310,180)

5.2 Totals, Part 3, Column 9.........cccoovvrrvrrrnnnes (310,180)
Total gain (loss) on disposals, Part 3, Column 19............ (19,603)
Deduct amounts received on disposals, Part 3, Column 16. 106,110
Deduct amortization of premium and depreciation...........
Total foreign exchange change in book/adjusted carrying value:

9.1 Totals, Part 1, COIUMN 17 ... bbbt

9.2 Totals, Part 3, COIUMN 14.........c.cuieeieiieseeesete ettt bbbt bbb bbb se s 0
Deduct current year's other-than-temporary impairment recognized:

10.1 Totals, Part 1, COUMN 15, ..ottt bbbt bbb nas

10.2 Totals, Part 3, COIUMN 1. ... 0
Book/adjusted carrying value at end of current period (Lines 1+2+3+4+5+68-7-8+9-10).........ccceiiriiriieiiiiieieesie sttt bbbt 9,714,189
Deduct total NONAAMITIEA @MOUNES...........cvirrrierieiireierie et bbb

Statement value at end of current period (Line 11 MINUS LINE 12)..........viiiiiiiiiiiiiiieiie s 9,714,189

SCHEDULE D - VERIFICATION BETWEEN YEARS
Bonds and Stocks

Book/adjusted carrying value, DECEMDET 31 Of PHOE YEAI...........cviueieieieiie ettt bbbttt bbbt bbbt bbb bbbt 57,752,734
Cost of bonds and stocks acqUIred, Part 3, COIUMN 7...........cieieiiieie ettt sttt bbb e s st a ettt s b s s st n s st senen 39,098,582
ACCTUAL OF BISCOUNL........ooveoieiiii bbb 48,997
Unrealized valuation increase (decrease):
41 Part 1, COIUMN 12
4.2 Part 2, SECHON 1, COIUMN 15, ...ttt ettt ettt e et e e e e e e e e e e s e et e s s e eeeeeeseeeeeseesseseseneseneeesesesenenenenens
4.3 Part 2, SECHON 2, COIUMN 13......oiceieiceee ettt sttt ettt s b sttt be st nes (488,712)
44 Partd, COIUMN 1ottt (7,380,095) (7,868,807)
Total gain (10ss) on diSPOSalS, Part 4, COIUMN 19........ouiiriiererrieiieisrseeeseeesesss et ess e sseses st ess s s s s s ss s8R s en s s st nen 7,524,685
Deduct consideration for bonds and stocks disposed of, Part 4, COIUMN 7...........cooiiiiieiiinceee ettt 37,161,178
Deduct amOrtiZation O PIEIMIUM...........c.. ittt es et e et s st E £ s eSS E 28 £E 2R s 2842 E 8 £E bbb en bbbt bsrn 356,457
Total foreign exchange change in book/adjusted carrying value:

8.1 Part 1, ColUMN 15, ...

8.2 Part 2, SECtion 1, COIUMN 9. es s ess s

8.3 Part2, SEction 2, COIUMN 1.

8.4 Part 4, COIUMN 15......eoeiiieeieeeetee ettt s et bbb se s s et st s et en st enn 0
Deduct current year's other-than-temporary impairment recognized:
.1 PArt 1, COIUMN M.ttt ettt ettt ettt ettt et ettt ettt s et et en et et s s st s s s s s s s enenenenenenenenan
9.2 Part 2, SECHON 1, COIUMN 17 ...ttt ettt ettt sttt ettt et se s sanes
9.3 Part 2, SEction 2, COIUMN 14..........oviiieiieiiii bbb
9.4 Partd, COIUMN 13.....oiiiceceeceeteee ettt ettt a bbb st et es bbb et s e se st st 0
Total investment income recognized as a result of prepayment and/or acceleration fees, Note 5R, LINE BR(2).......cvevirrireieiriieieieieie e 139,730
Book/adjusted carrying value at end of current period (Lines 1+2+3+4+5-6-7+8-910).........ccruuerurrirriririincereireieeeei sttt st 59,178,286
Deduct total NONAAMILIEA BMOUNES..........c..iiiiiiiii s

Statement value at end of current period (LiNE 11 MINUS LINE 12)......c.euuiururiieeeireteieesseesseseesesseesse st s bbbttt b st bses st 59,178,286
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Statement as of December 31, 2018 ofthe HIMO Partners, Inc

SCHEDULE D - SUMMARY BY COUNTRY

Long-Term Bonds and Stocks OWNED December 31 of Current Year

1 2 3 4
Book/Adjusted Par Value
Description Carrying Value Fair Value Actual Cost of Bonds
BONDS 1. United States.......c.cvuvvrreriveres | covvererrnerinirennns 19,032,294 | ..o 19,089,624 | ......coovvvvene 19,003,768 | ...cvvevreieiene 19,173,786
Governments (Including all obligations 2. Canada.......ccoeviereiireeinns | e 914,642 | oo, 907,960 | .cooovvrrrerreierniene 938,374 | o 800,000
guaranteed by governments) 3. OthEr COUNMMMES. ..eurererierreares | eenmrenessesmssrsssessssssssnsssssseins | assssssssssssesssssssssesssnssnsssssesss | sessssessanssssssssessesssnssssessansans | sossossssssssessesssnssssssssassssssnses
4. TOtalS....oocveeereerreserissrineniies | e 19,946,936 | ..cooovvrreriines 19,997,584 | ....ccoovrerinnne, 19,942,142 | oo, 19,973,786
U.S. States, Territories and Possessions
(Direct and guaranteed) 5. TotalS..oocieiesiceeicieeiiens | e 250,000 | ..o 248,765 | ..o 250,000 | .o 250,000
U.S. Political Subdivisions of States, Territories
and Possessions (Direct and guaranteed) 8. TOMAIS. ... ceoverierieieisisnsissinnes [ onreessesneessnssessssnsessnsnsssssses | seesssesssssssssssnsessssnsssssssnsesnns | sessssssessesnssssessessssensessnsansess | ernssssnssssessssssssnsesssesnsesssnes
U.S. Special Revenue and Special Assessment
Obligations and All Non-Guaranteed Obligations
of Agencies and Authorities of Governments
and Their Political Subdivisions 7.
Industrial and Miscellaneous, 8.
SVO Identified Funds, Bank Loans 9.
and Hybrid Securities (Unaffiliated) 10. Other Countries.........cocoeveveres | covrsreriiriireennad 4,373,583 | oo 4,329,675 | oo 4,382,234 | .o 4,400,000
11, TotalS. e | v 22,442,183 | ..o 22,225,001 | ..o 22,998,990 | ..ocvvirirnirin 22,212,555
Parent, Subsidiaries and Affiliates 12, TOAIS.....cuieiieiiieieiicieieicsieiae | erteseiesiese s seessssssesssies | eeressessessssssessesssssssesssssssessns | evessssssssessessssessessssassesssssnsess | sesessssssessssssessesnsessessssnes
13. Total BONS.....ouueeussmmsssmnsssens | coveeviinsinencnenns 52,973,802 | ..ocoovrirniriins 52,887,224 | ....cooovviiriri 53,562,045 | ...ocovvriiniiins 52,851,560
PREFERRED STOCKS 14, UNHEA SEALES. ... veeeeeeecerreens | oreemreeeiseceeesiseessseeenestns | cestseesssesssneesseesssssesssssssneses. | sonesssseesssessssssssassssssssssesnnes
Industrial and Miscellaneous (Unaffiliated) 15, CANAUA. ... .o, | erteve e tsstesee s | eeversssaessesss st st et esessestenaes | sreesesna st s et serees
16. Other COUNMMES.......cooviiriiiis | o | oo ssssssssnnes | conessssssnsssnssss s
17, TOtAlS...c..vereeerecnierrisnnns | coreierer e 0 [ oo 0 [ e 0
Parent, Subsidiaries and Affiliates 18, TORAIS. ..o, | o | oo | soressse s
19. Total Preferred Stocks......es | coovvevvininiicicisiiccae, 0 [ oo 0 [ oo 0
COMMON STOCKS 20. United States.........coevveerereens | o 5,084,066 | ....ocovvrrrieriinnns 5,084,066 | ....cocoovrrrireriinens 3,211,325
Industrial and Miscellaneous (Unaffiliated) 21, CaNada.......oeeeeeeeeeeeeeeeeeee | e 881,663 | ..o 881,663 | ..o 614,322
22. Other Countries......cccovverrrrns | cernrnrenseisissessennens 238,755 | oo 238,755 | oo 138,958
23, TOtalS....oocceeereseiressreissrisssiees | v 6,204,484 | ...covviiiiniiid 6,204,484 | ..o 3,964,605
Parent, Subsidiaries and Affiliates 24, TOMAIS.....cocveriieicieiiieiiiieteiiies | crrererssseiessssssessssssesesssssessnss | srsssessssssesessssesessssesessssnsessnss | sssssesessnsesesssesessssesessssnsasanns
25, Total Common Stocks......... | oo, 6,204,484 | ..o 6,204,484 | ..o 3,964,605
26. Total StOCKS...cuerrmsmersussrsssnss | coveeiriieniriiinannd 6,204,484 | ..o 6,204,484 | ..ooovviiivrrn 3,964,605
27. Total Bonds and Stocks...... | ..cccccoevvverinnnes 59,178,286 | ...ovvvvrvrirerirnnns 59,091,708 | ....coovvvrrrerirnns 57,526,650
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Statement as of December 31, 2018 ofthe HIMIO Partners, Inc

SCHEDULE D - PART 1A - SECTION 1

Quality and Maturity Distribution of All Bonds Owned December 31, At Book/Adjusted Carrying Values By Major Types of Issues and NAIC Designations

1 2 3 4 5 6 7 8 9 10 1 12
1 Year Over 1 Year Over 5 Years Over 10 Years Over 20 No Maturity Total Column7asa Total from Column % from Col. 8 Total Total
NAIC Designation or Less Through 5 Years | Through 10 Years | Through 20 Years Years Date Current Year % of Line 11.7 7 Prior Year Prior Year Publicly Traded | Privately Placed (a)

U.S. Governments

(7))
o
(3, ]
4, U.S. Political Subdivisions of States, Territories and
Possessions, Guaranteed
5. U.S. Special Revenue & Special Assessment Obligations,

5.1
5.2
53
5.4
55
5.6

etc., Non-Guaranteed
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Statement as of December 31, 2018 ofthe HIMIO Partners, Inc
SCHEDULE D - PART 1A - SECTION 1 (continued)

Quality and Maturity Distribution of All Bonds Owned December 31, At Book/Adjusted Carrying Values By Major Types of Issues and NAIC Designations

1 2 3 4 5 6 7 8 9 10 11 12
1 Year Over 1 Year Over 5 Years Over 10 Years Over 20 No Maturity Total Column7asa Total from Column % from Col. 8 Total Total
NAIC Designation or Less Through 5 Years | Through 10 Years | Through 20 Years Years Date Current Year % of Line 11.7 7 Prior Year Prior Year Publicly Traded | Privately Placed (a)
6. Industrial and Miscellaneous (unaffiliated)
B.1 NAIC Tttt ssensnes | sesessanesnenns 3475711 | o 7,634,741 | ..o 4,991,776 | covoveeeecncneireiienes | ceereensinseneeessesnesieens | arerninees 9 0.9 N IR 16,102,228 | .ooovevrerrriieenne 287 | 20,217,552 | coovervnrrrirnienns 39.0 [ 14,384,020 |.....coo....... 1,718,208

6,140,296 199,660

4,523,919 436,300 [ ..o e | e XK [ 6,339,955 . 9,207,434
1,996,956




Statement as of December 31, 2018 ofthe HIMIO Partners, Inc
SCHEDULE D - PART 1A - SECTION 1 (continued)

Quality and Maturity Distribution of All Bonds Owned December 31, At Book/Adjusted Carrying Values By Major Types of Issues and NAIC Designations

1 2 3 4 5 6 7 8 9 10 1 12
1 Year Over 1 Year Over 5 Years Over 10 Years Over 20 No Maturity Total Column7asa Total from Column % from Col. 8 Total Total
NAIC Designation or Less Through 5 Years | Through 10 Years | Through 20 Years Years Date Current Year % of Line 11.7 7 Prior Year Prior Year Publicly Traded | Privately Placed (a)
Total Bonds Current Year
() B 9,644,908 |............. 24,068,000 |.............12,666,887 |............... 2,431,870 |.ovirerrernn892,956 | oo 49,704,621 | 88T | XXX e e e XK e 47,986,413 ...1,718,208

1,379,736 |.. 4,523,919 |.... ..6,339,955 | .. . XXX... I I ..6,140,296 |.... ..199,660

11.7 Totals
11.8 Line 11.7asa % of Col. 7....

............. 54,126,709 |..............1,917,867
....................... 96.6 | ..o 3.4

12. Total Bonds Prior Year
............. 20,996,502 |.............12,689,894 | ...............6,929,429
...1,507,581 6,955,535 |.... 744,318 |..

............. 40,615,824
I IS 9,207,434
..1,996,956

40,078,606
..8,891,566 | ...
..1,996,956

537,219
..315,868

12.8 Line 12.7 as a % of Col. 9....

L0IS

Total Publicly Traded Bonds
............... 9,607,478 |.............22,608,532
............... 1,379,736 |...............4,324,260

LAT986,413 | 85.6 | ..o 40,078,606
...... 6,140,296 | .......cccoeeveeen11.0 | c...8,891,566
............... 1,996,956

47,986,413
............... 6,140,296

13.8 Line 13.7 as a % of Col. 7....
13.9 Line 13.7 as a % of Line 11.7, Col. 7, Section 11.....cccccvvvircriins | conrrrnniarinirninnens 19.6 [ oo 481 | e, 23.0

Total Privately Placed Bonds
.................. 537,219 X v 1,718,208
.315,868 ..199,660

221,310 A
. L1150 0 ... 00 .. .00 . 0 [ XXX XXX
......................... 0.4 . . . .

14.8 Line 14.7 as a % of Col. 7....
14.9 Line 14.7 as a % of Line 11.7, Col. 7, Section 11

(@) Includes $.....1,917,867 freely tradable under SEC Rule 144 or qualified for resale under SEC Rule 144A.

(b) Includes§.......... 0 current year of bonds with Z designations, §.......... 0 prior year of bonds with Z designations and §.......... 0 prior year of bonds with Z* designations. The letter "Z" means the NAIC designation was not assigned by the Securities Valuation Office (SVO) at the date of the
statement. "Z*" means the SVO could not evaluate the obligation because valuation procedures for the security class are under regulatory review.
(c) Includes$......... 0 current year of bonds with 5G| designations, $.......... 0 prior year of bonds with 5* or 5GI designations and §.......... 0 current year, $.......... 0 prior year of bonds with 6* designations. "5GI" means the NAIC designation was assigned by the SVO in reliance on

the insurer's certification that the issuer is current in all principal and interest payments. "6*" means the NAIC designation was assigned by the SVO due to inadequate certification of principal and interest payments.
(d)  Includes the following amount of short-term and cash equivalent bonds by NAIC designation: NAIC 1$.....3,070,774; NAIC 2§.......... 0; NAIC3S...... 0; NAIC4S........ 0; NAIC5S.......... 0; NAIC6S......... 0.




Statement as of December 31, 2018 of the

HMO Partners, Inc

SCHEDULE D - PART 1A - SECTION 2

Maturity Distribution of All Bonds Owned December 31, At Book/Adjusted Carrying Values By Major Type and Subtype of Issues
1 2 3 4 5 6 7 8 9 10 1 12
1 Year Over 1 Year Over 5 Years Over 10 Years Over 20 No Maturity Total Column7asa | Total from Column % from Col. 8 Total Total
Distribution by Type orLess Through 5 Years | Through 10 Years | Through 20 Years Years Date Current Year % of Line 11.7 7 Prior Year Prior Year Publicly Traded Privately Placed
1. U.S. Governments
1.1 1SSUEE OblIgAtoNS......c.ovvuvrircerricieieeisee et sseeeensas | seeesenseeae 4471127 | e 12,483,993 | ...ovvvnenes AATABTA | oo | reversrnsseneninsnenes | erveenee XK K [ 21,429,994 | ..o 382 | 17,443,112 | o337 | 21,429,994 | ...ovvoiiienns
1.2 Residential Mortgage-Backed Securities... 27,935 41729 4,347 ....14,227 . 14,227 | ..
1.3 Commercial Mortgage-Backed Securities
1.4 Other Loan-Backed and Structured SECUMHES............uurueererrnerniuernins [eorrsmessissesnssssssisnns | cenemsessssssssssessnsssssees | anessessessnssssnesssssssnnes

All Other Governments
Issuer Obligations,
Residential Mortgage-Backed Securities...
Commercial Mortgage-Backed Securities.
Other Loan-Backed and Structured Securities

U.S. States, Territories and Possessions, Guaranteed
Issuer Obligations,
Residential Mortgage-Backed Securities...
Commercial Mortgage-Backed Securities.
Other Loan-Backed and Structured Securities

oIS

U.S. Political Subdivisions of States, Territories and
Possessions, Guaranteed

Issuer Obligations
Residential Mortgage-Backed Securities...
Commercial Mortgage-Backed Securities.
Other Loan-Backed and Structured Securities..

U.S. Special Revenue & Special Assessment Obligations, etc.,
Non-Guaranteed
Issuer Obligations
Residential Mortgage-Backed Securities...
Commercial Mortgage-Backed Securities.
Other Loan-Backed and Structured Securities.

.............. 1,160,899

..509,236 |.

.............. 1,042,206
...2,153,684

.............. 2,590,205
...8,343,325

.............. 2,590,205

..8,343,325 |..

Industrial and Miscellaneous (unaffiliated)
Issuer Obligations
Residential Mortgage-Backed Securities...
Commercial Mortgage-Backed Securities.
Other Loan-Backed and Structured Securities.

34,151

............ 19,4

Hybrid Securities
Issuer Obligations
Residential Mortgage-Backed Securities...
Commercial Mortgage-Backed Securities.
Other Loan-Backed and Structured Securities

Parent, Subsidiaries and Affiliates
Issuer Obligations
.2 Residential Mortgage-Backed Securities...
8.3 Commercial Mortgage-Backed Securities.
8.4 Other Loan-Backed and Structured Securities..
8.5 Totals




Statement as of December 31, 2018 ofthe HIMIO Partners, Inc

SCHEDULE D - PART 1A - SECTION 2 (continued)

Maturity Distribution of All Bonds Owned December 31, At Book/Adjusted Carrying Values By Major Type and Subtype of Issues

Distribution by Type

1
1 Year
or Less

2
Over 1 Year
Through 5 Years

3
Over 5 Years
Through 10 Years

4
Over 10 Years
Through 20 Years

5 6 7
Over 20 No Maturity Total
Years Date Current Year

Column7asa
% of Line 11.7

8

9
Total from Column
7 Prior Year

10
% from Col. 8
Prior Year

1
Total
Publicly Traded

12
Total
Privately Placed

SVO Identified Funds
Exchange Traded Funds Identified by the SVO
Bond Mutual Funds Identified by the SVO....

9.1
9.2
9.3

XXX.
XXX.

XXX.
XXX.

XXX,
L XXX,

10.

Bank Loans
10.1 Bank LOANS - ISSUED..........cvevieiiriiiiciriieieee s
10.2

10.3

1.

Total Bonds Current Year
ISSUET OBlIGAtIONS. .......vvvveeicieieiieieiese e
Residential Mortgage-Backed Securities
Commercial Mortgage-Backed Securities.....
Other Loan-Backed and Structured Securities..
SVO Identified Funds....................

111
1.2
1.3
11.4
11.5
11.6
1.7

11.8 Line 11.7asa % of Col. 7.............

............ 44,618,992
.............. 8,479,604
..945,054

60IS

Total Bonds Prior Year
ISSUET OBlIGAtIONS..........cviveiiieieicieeee s
Residential Mortgage-Backed Securities
Commercial Mortgage-Backed Securities.....
Other Loan-Backed and Structured Securities..

121
12.2
12.3
12.4
12.5
12.6
12.7

12.8 Line 12.7 as a % of Col. 9.............

Total Publicly Traded Bonds
ISSUET OBlIGAtIoNS.......c..eveveiiiciricicieee s
Residential Mortgage-Backed Securities
Commercial Mortgage-Backed Securities.....
Other Loan-Backed and Structured Securities..
SVO Identified Funds....................
Bank Loans

131
132
133
13.4
135
136
137
138
13.9

Line 13.7as a % of Col. 7.............
Line 13.7 as a % of Line 11.7, Col. 7, Section 11.........c.c.cccceveverennn.e.

Total Privately Placed Bonds
Issuer Obligations
Residential Mortgage-Backed Securities
Commercial Mortgage-Backed Securities.
Other Loan-Backed and Structured Securities..
SVO Identified Funds.............cccouue...

14.6 Bank Loans....
14.7 Totals
14.8 Line 14.7a5@ % Of COl. 7...cvcvvrieeiieeecer s
14.9 Line 14.7 as a % of Line 11.7, Col. 7, Section 11

14.1
14.2
14.3
14.4
14.5

.................. 15,584
...21,845 |.

.................. 99,998
..246,484

........................ 2.0
........................ 0.1

....37,429




oLIS

Statement as of December 31, 2018 ofthe HIMIO Partners, Inc
SCHEDULE DA - VERIFICATION BETWEEN YEARS

Short-Term Investments

1 2 3 4 5
Other Short-term Investments in
Mortgage Investment Parent, Subsidiaries
Total Bonds Loans Assets (a) and Affiliates

A 4n gn B 4

10.

1.

. Cost of short-term investments acquired

. Book/adjusted carrying value, December 31 Of PriOr YT ........c..cveuirireieiisieiee et

o ACCTUAL OF QISCOUNL. ..ottt bbbttt bbb ses

. Unrealized valuation INCrEase (AECIEASE)...........cuuwurrrrrreiererieristirerieissei et

. Total gain (I0SS) ON QISPOSAIS........c.vreviiiriieirieieiriieieitei ettt naebnee

. Deduct consideration received 0N diSPOSAS.............cuuriuierercririnrierieinsieseesisiese e

. Deduct amortization of PrEMIUM............cceiueiieieiceie ettt naes

. Total foreign exchange change in book/adjusted Carmying ValUe..............cccerrniremerninirrierneenie e

. Deduct current year's other-than-temporary impairment recognized..............ccovveeniernicnnieesee s

Book/adjusted carrying value at end of current period (Lines 1+2+3+4+5-6-7+8-9)

Deduct total Nonadmitted @MOUNES............ciieiriieirice et




Statement as of December 31, 2018 ofthe HIMO Partners, Inc

Sch. DB - Pt. A - Verification
NONE

Sch. DB - Pt. B - Verification
NONE

Sch.DB -Pt.C -Sn. 1
NONE

Sch.DB -Pt.C -Sn. 2
NONE

Sch. DB - Verification
NONE

SI11, SI12, SI13, SI14



Statement as of December 31, 2018 ofthe HIMIO Partners, Inc
SCHEDULE E - PART 2 - VERIFICATION BETWEEN YEARS

Cash Equivalents

1
Total

3
Money Market Mutual Funds

CLIS

1. Book/adjusted carrying value, December 31

2. Cost of cash equivalents acquired................

3. Accrual of discount..........ccovrrrrreiieirriniinnnns

4. Unrealized valuation increase (decrease)....

5. Total gain (loss) on disposals..............cc.een..

6. Deduct consideration received on disposals

7. Deduct amortization of premium...................

8. Total foreign exchange change in book/adju

of prior year.

sted carrying value

3,726,691

........................................................ 42,772,179

9. Deduct current year's other-than-temporary impairment FECOGNIZEM...........cuiuiuiiieiiiirieeieie et ses e | ersessssessessesesses e s st ss st e et st st snt s essssnsensansesand 0 | ettt ettt ettt ettt b et st nsesetentene | festessetsetessesseeaetent et et et ettt en s st ntente st nntantessetans | 44setensessesne st es et et et ettt s et en st et st en et en e
10. Book/adjusted carrying value at end of current period (Lines 142+3+4+5-6-T+8-9).........cceueiiiriiieiiieieeiseseesssesseies | oetessessssssesse s sssess et snses 3,036,476 | ..o 598,847 | v 2,437,629 | oot 0
11. Deduct total NONAAMITIEA @MOUNLS...........c..iiiiiiiiiierier ettt | eEE bbb {0 OO OO OO PO PO PO POe P OO O PO OO OO OO OO PP OO OO OO OO OO OO OO OO OO UP PO OO PP OPP PP PP PPPOUPPOO
12. Statement value at end of current period (Line 10 MINUS LINE T1).....vu ittt sssesssesssessesssssssessensessnsans | sesessessessssassessessssassessessssessesssssnsasssssnsans 3,036,476 | ..o 598,847 | v 2,437,829 | oo 0
(a) Indicate the category of such investments, for example, joint ventures, transportation equipment.............ccoeveveeerererrnnnnns




Statement as of December 31, 2018 ofthe HIMO Partners, Inc

Sch. A - Pt. 1
NONE

Sch. A-Pt. 2
NONE

Sch.A-Pt.3
NONE

Sch. B - Pt. 1
NONE

Sch. B - Pt. 2
NONE

Sch.B -Pt. 3
NONE

EO01, E02, E03, E04, EO0S5, E06



Statement as of December 31, 2018 ofthe HIMIO Partners, Inc
SCHEDULE BA - PART 1

Showing Other Long-Term Invested Assets OWNED December 31 of Current Year

1 2 3 Location 6 7 8 9 10 1" 12 Change in Book/Adjusted Carrying Value 18 19 20
4 5 13 14 15 16 17
NAIC
Desig-
nation
and Current
Admini- Current Year's| Year's Other-
strative Book/Adjusted | Unrealized | (Depreciation) Than- Capitalized | Total Foreign
Symbol Date Type Carrying Value Valuation or Temporary Deferred Exchange Commitment for | Percentage
| Market| Originally | and Less Increase | (Amortization) | Impairment | Interest and Change in Investment Additional of
CUSIP Identification Name or Description Code City State Name of Vendor or General Partner Indicator| Acquired | Strategy|  Actual Cost Fair Value Encumbrances | (Decrease) | Accretion | Recognized Other B./A.C.V. Income Investment | Ownership
Joint Venture or Partnership Interests That Have Underlying Characteristics of Mortgage Loans - Unaffiliated
97MSCM 3D 9 | BABSON CAPITAL FLOATING RATE INCOME FUND | .....cco. | covenienniiiniininssiiiniens USA... | BaMINGS......oiviiririiriiiinirienisseseessssissssisesssssssenssneses | oosesssneens 03/29/2018] ....ocvvevne [ cerrrninns 3,524,369 | ....c...... 3,368,184 | ........ 3,624,369 | ....... (156,186) | ........ o | [ | e 50,567 | oo | i
1999999. Total - Joint Venture or Partnership Interests That Have Underlying Characteristics of Mortgage Loans - Unaffiliated.... ettt r et er e ieberens eeteseseiesesessetenen e et esesietaneneaenes | ereeierns 3,524,369 | ........... 3,368,184 | ......... 3,524,369 | ....... (156,186) | ...oovveverrernes (U] [ [0 [ {0 [ (L [P 50,567 | .oooveierirnnn 0 XXX
Any Other Class of Assets - Unaffiliated
97MSCN 75 0 |MARTINGALE INVST TR SER 1...covvvviiinsiiisniiniis l ......... ‘ ................................. | USA... | MARTINGALE INVESTMENT TRUST.......cocoivirnniis | ............ l 02/28/2018] ............ 6,346,006 | ......... 6,500,000 | ....... (153,994)
4299999. Total - Any Other Class of Asset - Unaffiliated. . s . . ..6,346,006 | .. ,500,000 | ....... (153,994) | . XXX
4499999, SUDLOAI = UNGFIIALEA. ... vveeeeiit ke ALk v 10,024,369 | ... 9,714,189 | ...... 10,024,369 | ....... (310,180) | . XXX
........................... 10,024,369 | ...........9,714,189 | .......10,024,369 | .......(310,180) XXX

4699999, TOAIS..........oorvirieiiieciici s

203



Statement as of December 31, 2018 ofthe HIMIO Partners, Inc
SCHEDULE BA - PART 2
Showing Other Long-Term Invested Assets ACQUIRED AND ADDITIONS MADE December 31 of Current Year

1 2 Location 5 6 7 8 9 10 1"
3 4
Date
Originally | Type and Actual Cost at Additional Investment Percentage of

CUSIP Identification Name or Description City State Name of Vendor or General Partner Acquired Strategy Time of Acquisition Made After Acquisition |Amount of Encumbrances| Ownership
Joint Venture or Partnership Interests That Have Underlying Characteristics of Mortgage Loans - Unaffiliated

97MSCM 3D 9 | BABSON CAPITAL FLOATING RATE INCOME FUND.......... [ERSR RPN | ......................... | USA........ | BABSON CAPITAL FLOATING RATE INCOME FUND........cccoouvniviiiniiniiinns |03/29/2018, | ....................................... 3,500,000 | ..o 150,082 |......
1999999. Total - Joint Venture or Partnership Interests That Have Underlying Characteristics of Mortgage LOANS = UNGIFAIEH. ...  ........coioiiiiiiie oottt ettt ettt tesiens eesessetsstassessessessasessess et esessessee et st es s e b e e et eeseeseE et enEesseE e s eesesseese b et eesessee et et entebsee et essen et ntantessessessnsansensesnsensens | antessessssssessessn 3,500,000 | ..oooororirririns 150,082 | oo 0 XXX
Any Other Class of Assets - Unaffiliated

97TMSCN 75 0 | MARTINGALE INVST TR SER T.rscocscosssssesisesrssssssssesssessesetesessssssssce [ [USA......... [MARTINGALE INVST TR SER f...oocererssrssrssmsesesesessssssessssssse [ 6,500,000 o o
4299999. Total - ANy Other Class Of ASSEES = UNGIIIALEN. ... ..ottt es e eh st sehees feeseeseeseseeseeseeeesehee8oeeE o8 4L 8 ee8 e eEoeE 408 e 08 eEeEee8oe8eEeE a0 EoeseeeeseEeesees | 448e81eEeheeteeseEaeEseseeseeseE 4L EoEseE e seEoE8 40 o0 eE 4L 0o L8 o0 e e 28 4LE S0 1L E e 108428 e e e h e Ese8ee s et b e hentee et st ensen et et entensensetsnsansensensntensans | anressssssesssansense 6,500,000 0 0 XXX
4499999, SUDEOLAL = UNFIIBEY. ...tttk 8 8o £ L848R 8 eeEE 4081 4eEE1eEEEoEEE LR 1EEE4oEE 4L L8 oA R oLEHEEE LA EE LR oEEE L8 14LE11EEE4oEE 4008 ooeEe0E1 L8 eLE1eeEE oL R LR E oL L oL 1oL E 4oL 4L R oL LA 1L E 4L E LR 4LE L1 1EEE L oL LA E LRkttt | erbiesnienesneaas 10,000,000 [ ...oovvrvienriiens 150,082 | oo 0 XXX
AB99999. TOMAIS........veverereeseeeeaeresereeees et es et b e8RSk R ekt e ek tiee | S4deet LR AL AR R AR s LA R R e R R R et ee R Rt e s eLLiieeR oo Rt e e s R AR R LRttt ene | et 10,000,000 | ....covvererercrernnns 150,082 | oo 0 XXX

804
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Statement as of December 31, 2018 ofthe HIMIO Partners, Inc

SCHEDULE BA - PART 3
Showing Other Long-Term Invested Assets DISPOSED, Transferred or Repaid During the Current Year
5 6 7

1 2 Location 8 Change in Book/Adjusted Carrying Value 15 16 17 18 19 20
3 4 9 10 1 12 13 14
Book/Adjusted Current Year's | Current Year's Book/Adjusted
Carrying Value | Unrealized | (Depreciation)| Other-Than- | Capitalized Total Foreign | Carrying Value Foreign
Date Less Valuation or Temporary Deferred | Total Change in| Exchange Less Exchange Gain| Realized Gain Total Gain
Name of Purchaser or Nature| Originally | Disposal | Encumbrances, Increase | (Amortization) | Impairment | Interest and B./A.C.V. Change in Encumbrances (Loss) on (Loss) on (Loss) on Investment

CUSIP Identification Name or Description City State of Disposal Acquired Date Prior Year (Decrease) | Accretion | Recognized Other (9+10-11+12) B./A.C.V on Disposal | Consideration Disposal Disposal Disposal Income
Joint Venture or Partnership Interests That Have Underlying Characteristics of Mortgage Loans - Unaffiliated
97MSCM 3D 9 | BABSON CAPITAL FLOATING RATE INCOME FUND......... | cccooiiiiiiiinisnicsiisniis USA | Barings 03/29/2018. | 10/22/2018. | .......cvvovivcniiicis [ | s LA25713 | 106,110 .(19,603) | .coooveenad (19,603) [ ..o 97,593
1999999. Total - Joint Venture or Partnership Interests That Have Underlying Characteristics of Mortgage Loans - Unaffiliated...........cooriiiiiiins oo 0 0 0 0 125,713 106,110 ...(19,603) | . ..(19,603)] .. ..97,593
4499999, SUBLOtAl = UNGFIIBLEE. ... ..tttk SEiek bbbt 0 0 0 0 . LA25713 | 106,110 | ... cevnenn(19,603) (19,603) [ ..o 97,593
4899999, TOMAIS........cvveceeeeeeieeeiseee ettt eti ettt N 0 0 0 [V [P (0 [ (U [P () - 125713 | ........ 106,110 | vvvrevercerns 0| e (19,603)| ........... (19,603) | ............ 97,593




Statement as of December 31, 2018 ofthe HIMIO Partners, Inc

Showing all Lon
7

SCHEDULE D - PART 1

g-Term BONDS Owned December 31 of Current Year

1 2 Codes 6 Fair Value 10 11 Change in Book/Adjusted Carrying Value Interest Dates
3 (4 5 8 9 12 13 14 15 16 17 18 19 20 21 22

NAIC

F Desig-

0 nation Current Year's

r and Unrealized Other-Than- | Total Foreign Stated

ei Admini- Rate Used Valuation Current Year's | Temporary Exchange Admitted Contractual

g| Bond | strative to Obtain Book/Adjusted Increase (Amortization) /| - Impairment Change in Effective | When | Amount Due &| Amount Rec. Maturity

CUSIP Identification Description Code|n| CHAR | Symbol Actual Cost Fair Value Fair Value Par Value Carrying Value (Decrease) Accretion Recognized B./A.C.V. Rate of | Rateof | Paid Accrued During Year | Acquired Date
U.S. Government - Issuer Obligations

912828  3F 5 |UNITED STATES TREASURY ........ccoviiiiiiiiniiininiciississississsiesisiissins | covia ..1,485,234 |..... 96.598 ..1,448,970 .1,500,000 1,486,658 1,349 | | e | e 2.250 |......2.362 |MN...... 12/11/2017. | 11/15/2027.

912828  4J 6 |UNITED STATES TREASURY .......cstvimiimirimirieriererenisseissesssssisesiesessensssenss | sevees ....800,000 798,431 ;T SUTOORIRIR ISR IO 2.375 |....2.526 |AO...... 05/10/2018. | 04/30/2020.

912828 4L 1 |UNITED STATES TREASURY .......csvvuiiimirinirieiiesiseesseisesssssssessessssessssenss | sevies 101,027 | e 2,222,594 | ..., 2,200,000 2,193,442 | oo 919 [ oo [ e [ e 2.750 |.....2.824 |AO...... 05/10/2018. | 04/30/2023.

912828  4X 5 |UNITED STATES TREASURY .......cstvimirririnirieriererenisssissesssssiesiesessenssnenss | sevees ..101.121 1,585,781 781 | o | cevenerreriiesineens | e 2.750 |......2.955 |FA....... .| 09/21/2018. | 08/31/2023.

912828 BB 6 |UNITED STATES TREASURY .......osviiiiirriinirreiieseseesssisessssssssssessssensssenss | sevies ...101.070 1,489,914 7L< [TRIRIIR IR IOV 2.750 |......2.892 |FA....... . | 11/19/2018. | 02/15/2024.

912828 D2 3 |UNITED STATES TREASURY .......cstvimiimmrinirierieresenisssissesssssiessesessensssenns | sevees ..1,988,281 |..... 99.734 . 1,999,199 2412 | e [ [ 1.625 04/24/2014. | 04/30/2019.

912828  G3 8 | UNITED STATES TREASURY ,498,008 |..... 98.277 ..1,474,155 .1,500,000 1,498,302 278 2.250 12/11/2017. | 11/15/2024.

912828 L5 7 |UNITED STATES TREASURY .......cstvimirmirinirierirerisenisseissesisssiesienessenssnenss | sevees 984,844 | ..... 97.359 973,590 1,000,000 988,352 2,966 | .ovoerierierieens [ [ 1.750 10/25/2017. | 09/30/2022.

912828  PC 8 |UNITED STATES TREASURY ........cooiiiiiiiniiiniiniceississississsiesissiissins | svvi ...1,993,750 |...100.184 ..2,003,680 .2,000,000 1,994,108 K15T: I UURUURIURUR IPTRPIRRURRTIIR IO 2.625 11/19/2018. | 11/15/2020.

912828 VS 6 |UNITED STATES TREASURY .......cotvumirmirinirierieresenisseissesisssiessesesnensssens | sevees e ] 2,967,654 ... 99.969 ..2,999,070 | .. .3,000,000 2,970,706 3,052 | v [ s [ 2.500 06/28/2018. | 08/15/2023.

912828  XQ 8 |UNITED STATES TREASURY.......cccooiiiimiiiiniiinniiniiiniissiisnisssissnsssisssnissies | sevnes | oo | covonniennns | covniinns [} I 1,946,874 |..... 98.352 | ccovrrins 1,967,040 [ .oocoovrnnnns 2,000,000 1,953,173 | oo 6,299 s [ 2.000 06/28/2018. | 07/31/2022.
0199999. U.S. Government - Issuer Obligations OO OO SO PP PO PO PO PYOTPPPPORPPROPOPR INTRPTPPOO 18,929,544 XXX | s 19,015,383 | ..oovvvenee 19,100,000 | ..ocovvenee 18,958,066 [ ....ccoovrrreriicens 0 | s 19,383 | i 0 0 XXX XXX XXX
U.S. Government - Residential Mortgage-Backed Securities

38378U 8L 4 |GNR 15HO04B FA - CMO.. oot ssnssnsssens I ....... | . ‘ ........... 4{ ........... | I 74,224 |..100.615 3 [ I 2.964 |......2.844 [MON... 11/05/2018. | 12/20/2064.

299999. U.S. Government - Residential Mortgage-Backed Securities 74,224 XXX 3] 0 0 XXX XXX XXX XXX XXX

0509999, Ttal - U.S. GOVEIMMENL.....ooo.ccosscersceesscees e seeessseessssesseseessseesscsesssees e sceessesee e seseessseesssesssceeeee | oo 19,003,768 XXX | 19,089,624 | ... 19,173,786 | .......... 19,032,294 | o0 | s 19,386 | ..o 0 0 XXX XXX XXX XXX XXX
OAII Other Governments - Issuer Obligations

68323A BK 9 |ONTARIO, PROVINCE OF ..194,308 .197,068 195,147 839 05/09/2018. | 06/29/2022.

748148 PB 3 | QUEBEC (PROVINCE OF) ..744,066 710,892 719,496 (23,132) . 05/09/2018. | 07/15/2023.
0699999. All Other Governments - Issuer Obligations. 938,374 907,960 .914,642 (22,293) | oo 0 0 XXX XXX
1099999. Total - All Other GOVEIMMENES. ... ...cvuuieiererssisisssssrssssessssssse s sss st senssese 938,374 907,960 ..914,642 (22,293) [ .ovvrvriiiinns 0 0 XXX XXX
U.S. States, Territories & P: (Direct and Guaranteed) - Issuer Obligation:

605581 HK 6 |MISSISSIPPI ST...oovvce et [ [ ] RE 250,000 A 250,000 . 12/07/2016. ] 12/01/2023.
1199999. U.S. States, Territories & Possessions - ISSUET OblIgations...........cvireiierrieeisissiesiei st snsenaas 250,000 XXX . ....250,000 | ................ 250,000 [0 P 0 0 XXX XXX
1799999. Total - U.S. States, Teritories & Possessions (Direct and Guaranteed) . 250,000 XXX | s 248,765 | ..o 250,000 | ..cocoovernne. 250,000 [ ..oovonriiiiiinns 0 0 | i 0 0 XXX XXX
U.S. Special R & Special A t Obligations and all Non-Guaranteed Obligations of Agencies and Authorities of Governments and Their U.S. Political Subdivisions - Issuer Obligations

3133EF LA 3 |FEDERAL FARM CREDIT BANKS FUNDING CORRP.........cccocevrmrrermnircrnnnnes | eoveres [ oo [rvvrveren [ vviviins L I 250,088 |..... 98.864 | ..ccovvvviien 247,160 | .o 250,000 250,018 | .o (22) 10/15/2015. | 10/22/2019.

451174 AD 8 |IDAHO ENERGY RES AUTH TRANSMISSION FACS.......ccovvvmerimrernemmneinerens | covveee | o [ eeverinnns (. 1FE 91,831 93.857 93,857 | coovrverins 100,000 91,987 | .o 156 10/09/2018. | 09/01/2028.

59261E AH 2 |METROPOLITAN TRANSN AUTH N Y SPL OBLIG........ccccosuvermrrmerirerirneernninns [evenen | oo | ovniene 12| 1FE . 297,257 419 06/06/2018. | 07/01/2022.

59261E AM 1 |METROPOLITAN TRANSN AUTH N Y SPL OBLIG........cocoosiremremerrereneeraneinnes [ eveees | oo | eveenne 12| 1FE]| ... ..400,000 |..... 99.410 397,640 400,000 05/31/2018. | 07/01/2026.

64971X DZ 8 |[NEWYORKNY CITY TRANSITIONAL FIN AUTH........coevvmivrerinrenininerivenines v | o [ reverienns L TFE| oo 151,139 |...100.993 151,490 151,089 (50) 06/26/2018. | 05/01/2028.
67755W  AY 1 |OHIO ST DEV ASSISTANCE........ccocomiirrieiririneisereesssessseessssissssessesssenss | eeeens y2 I 1. 350,859 |...102.679 308,037 | ..ccceeerrnrn 300,000 | oo 312,034 (15,957) 07/14/2016. | 10/01/2028.
73358W  AJ 3 [PORTAUTHNY &N Joooiiiiiinicnssseiesissssenissessssssssssssenies | vevnee | oo | eveneinens | v TFE | 90,165 |..121.417 | oo 91,063 | .ooovvvicrirns 75,000 89,843 | ..o (322) 09/12/2018. | 12/01/2029.

899154 BB 3 | TULARE CNTY CALIF PENSION OBLIG........ccccseiumrrrerireererineierineesesisseess | seves 2| . 1FE]| .. 100,000 |...102.280 102,280 | .. 100,000 . 06/01/2018. | 06/01/2029.

914729 QU 5 [UNIVERSITY NORTH TEX UNIV REV......ccciiviniinniiniiinninnnissisnisnissnsnnsnes | vevnee | oo | evenniinnns | o 153 299,076 |...101.293 303,879 | .. ....300,000 299,130 . 54 e [ 3.148 |.....3.208 |AO...... . ..4,722 | 09/05/2018. | 04/15/2024.
2599999. U.S. Special Revenue & Assessment Obligations - Issuer Obligations.... . 2,029,995 XXX | i 1,992,621 | oooovvrens 1,975,000 | ..oooovnenne 1,991,358 | oo (U (15,722) | ..ovvvvrenninn 0 0] XXX XXX XXX | s 20,640 | ........ 44,307 XXX XXX
U.S. Special R & Special A t Obligations and all Non-Guaranteed Obligations of Agencies and Authorities of Governments and Their U.S. Political Subdivisions - Residential Mortgage-Backed Securities
3128MJ  3W 8 |FH GOBB12 - RMBS.........ooiiuuiiriieieirneiseisesiesesessseiseesssssssssssssesesssssanses | eosenee | o [ wreeveneees A L 2,152,481 |..... 97.490 | ccovvrrnnen 2,183,845 | ...cccovnnee 2,240,071 2,155,307 | covorvireiriieeiis 2,826 05/09/2018. | 04/01/2048.
3132XY XM 4 |FH Q56083 - RMBS.......... 382,641 |..... 99.976 388,036 ....388,130 382,732 91 05/22/2018. | 05/01/2048.
31418C NE 0 |FN MA3088 - RMBS. ,017,947 |...101.967 ..2,024,971 .1,985,908 2,017,162 (785) 05/09/2018. | 08/01/2047.
31418C U7 7 |FN MA3305 - RMBS. ...1,506,123 |...100.007 ..1,521,443 1,521,337 1,506,199 76 05/09/2018. | 03/01/2048.
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31418C V2 7 |FNMA3332 - RMBS.......coiiiuiimimirimismmisnssnsssesssnisssnssesssssssenssssesssssssssssnses | onenes | oo | vovessnees A4 1] i 2,281,725 |...100.008 | ....... 2,304,957 2,304,773 2,281,925 | .o 200 e [ 3.500 |.....3.626 |[MON... [ ........... 6,722 | .oovvenn 47,277 | 05/09/2018. | 04/01/2048.
2699999. U.S. Special Revenue - Residential Mortgage-Backed Securities... 8,340,918 XXX 8,423,254 ....8,440,219 ....8,343,325 2407 | i 0 0 XXX XXX XXX 24511 | 172,572 XXX XXX
3199999. Total - U.S. Special Revenue & Special Assessment OblIGations. ... sensssesssnenes | seesseeens 10,370,913 XXX ...10,415,875 10,415,219 | .........10,334,683 | ... | i (13,315) | woovvernrrnininnd 0 0 XXX XXX XXX ..45151 | ... 216,879 XXX XXX
Industrial & Miscellaneous (Unaffiliated) - Issuer Obligati
001055  AM 4 [AFLAC INC....coivimiriririiceiseineeissssesiesiseessssisssnsessessssessssssssssssssssssesssnnes | sevenee | oo | eevenernnes o AFE| oo 251,348 |..... 99.922 | oo 249,805 251,210 | oo, (137) 3.625 03/13/2018. | 11/15/2024.
00206R  FZ 0 [AT&TINC...cooiiiiiicisiesi st sssniisses | ereies 9| ... 2FE 100,000 |..... 99.360 99,360 100,000 | oo | e | e | s | e 3.488 06/21/2018. | 06/01/2021.
00287Y  AX 7 |ABBVIE INC.....ccoootrerrrerierineersnisseisssseniessssesssnssssnssssssssssenssssssessssssonesnens. | vonsees | oo | coneene 1,2 | e 2FE | e 244,588 | ... 96.358 .240,895 246,162 809 [ . [ e [ e 2.850 01/09/2017. | 05/14/2023.
009158 AR 7 |AIR PRODUCTS AND CHEMICALS INC........ovvemerinirnerrerincenseisersssiiennnenes | sevieee oo [eovneieenT | il TFE | iiin.397,944 | L 99.801 399,204 398,106 72 ORI USRI PR 3.000 10/02/2018. | 11/03/2021.
018490 AN 2 |ALLERGAN INC......covvvrrrirrrrnerirerirneensrisnsrnerienssensenssssssessnssssessenssssssssens | serinee | G oo 1| i FE | i 817,760 |00 99.910 599,460 604,996 (2,823) [ oo | e | s 3.375 03/24/2014. | 09/15/2020.
031162 BD 1 |AMGENINC.......ccccoovvvvvriririnns 100.445 150,668 151,316 (4B4) | ..o [ e [ e 3.450 05/09/2018. | 10/01/2020.
035242 AA 4 | ANHEUSER-BUSCH INBEV FINANCE INC..........coccnvvemrrrmmrrerrnrenennsnirseninns | werinee | C v 1| i 2FE | . 299,367 | ... 95.178 285,534 299,498 120 2.625 11/30/2017. | 01/17/2023.
037411 AP 0 |APACHE CORP.......... 101.855 509,275 513,222 (25,989) | ..cvvvervrnerrrriraes [ e [ e 7.625 04/14/2014. | 07/01/2019.
037833  AQ 3 |APPLE INC......oeoirirrrrerrnnierisninenisssissrienissessenssssssensessssessenssssssssssenssnens | sevnes | oo [eovneevee T | it TFE | 0. 260,573 .00 99.782 249,455 250,043 (121) | ovverreerrenineenee [ e [ e 2.100 06/18/2014. | 05/06/2019.
05253 AT 8 | AUSTRALIA AND NEW ZEALAND BANKING GROUP.........cc.cooevmmrrmmrimerrncens | weveer | Cl i | el TFE| . 244,460 | ... 98.424 246,060 245817 1,357 [ o | e | e 2.250 05/15/2018. | 11/09/2020.
n'l 06051G  FS 3 |BANK OF AMERICA CORP.........cccovvvmerimrrieniinirnerinnrserienesneessnissnsssssonssnenes | sevieee | oo [ eovnenvnnns | conen TFE | i 297,525 |0 98.926 296,778 297,730 205 [ oo | e | s 3.875 05/09/2018. | 08/01/2025.
- 09659W  2E 3 [BNP PARIBAS SA.........cccoooimmriinnniinnniisnniinnniisnnsinnnsssnsissnsissssssssssssnnsiens | evvine | Gl icvnnniiinns | e IFE | 01,196,690 ... 96.951 .193,902 197,106 A6 [ e [ e [ 3.500 05/09/2018. | 03/01/2023.
() 09681L  AG 5 |BOC AVIATION LTD.....coreermrinrerierienerneesssisersessesssensssssssssssssssssessssssssnssns | sevenee | G | eevneenn9 [ e ...100.296 200,592 201,148 (312) | v [ v [ e 3.608 05/10/2018. | 05/02/2021.
® 1097023 AW 5 [BOEING CO....oovvvriiiciiiiicniesisnisnieiiesisessnsississssssssesssssssssssesssonssins | onnne | oo | vevevennees | v ...100.484 376,815 377,980 (14,663) | ..o [ e [ 6.000 03/12/2014. | 03/15/2019.
- 12189L  AQ 4 |BURLINGTON NORTHERN SANTA FE LLC.......ccconvveirerrinrrnerireeeneenssninenins | ovene | oo | veeenn 1,2 | i ...102.696 308,088 312,178 (2,549) [ oo | e | s 3.850 03/17/2017. | 09/01/2023.
122014 AH 6 |BURLINGTON RESOURCES INC.......cccoevuriiniieriniienissisniissisesissiissninnes | v | oo | vevevniiens | eviene ...123.207 616,035 630,539 (17,098) | ..ovvvovvverieriens [ e [ e 8.200 01/30/2018. | 03/15/2025.
126650 CV 0 [CVS HEALTH CORP.....ccovverrrrirerrncrierineesneniseessenssssssensensssesssssssssssensenes | voneees | oo | vereree 1,2 | it 2FE | i 149,259 | 98.930 148,395 149,355 96 | oo | e [ s 3.700 05/09/2018. | 03/09/2023.
130789  AE 0 | CALIFORNIA WATER SERVICE CO.......cocovirmirniirerrinnrinsisnnnerssissssssssssnnns | vovenes | oo [evvvsneinns | coveee ...100.924 403,696 404,911 QK IC) | [ IR PO 5.875 09/10/2015. | 05/01/2019.
151020  AJ 3 [CELGENE CORP........cecimiierierieereeiseinesissniessssissensssssssssssssssssssesssssonsnns | onenn | oo | vevernenensd | avinnd ...100.455 301,365 302,660 (22312 OO ORI VY 4.000 06/21/2018. | 08/15/2023.
166764 BT 6 | CHEVRON CORP......cccovrvririrrireierneiennnisinniersssnssensssisssssssssssssssensessssssenss | eovenes | oo [oonnee 1,2 [ et IFE | viiii.253,180 | ..o 97.593 243,983 252,663 (487) [ coovververervnens [ | v 2.895 12/06/2017. | 03/03/2024.
172967  KG 5 [CITIGROUP INC......coomivririrrircrinrrieriesissessnsssrsessessssesssessssesssssssssssessnsens | vonsies | oo | vevveeennee | eensi2FE | i 242,648 | ... 96.146 .240,365 243,186 XIS I FUUURRRIURIRS IO IO 3.700 05/09/2018. | 01/12/2026.
20271R  AM 2 | COMMONWEALTH BANK OF AUSTRALIA (NEW YORK......cccoeevervvvernrcnvrns | vovees [ C L1 il AFE . 245,265 | .. 98.536 246,340 246,435 TAT0 | e | e [ e 2.400 05/15/2018. | 11/02/2020.
21685W BT 3 |RABOBANK NEDERLAND........cccocomivrmrinnnnne 102.354 102,354 102,534 (U4 ) TR IR VY 4.500 05/10/2018. | 01/11/2021.
21688A AE 2 |RABOBANK NEDERLAND (NEW YORK BRANCH).......ccrvvniiierririrnrieinnines . ...247,208 |..... 98.041 245,103 247,352 144 | e | s [ 3.375 08/16/2018. | 05/21/2025.
244199 BC 8 |DEERE & CO...ovvererrirerierierieeiseisesisssssessessssesssssssssssssssssssesssssssssssessss | nevnee | oo | eevensiinens | voonee AFE| oo, 724,037 |...101.069 656,949 661,002 (13,709) | ..ovvvneerrerrrieernes [ errerirereneeriseines [ e 4.375 05/09/2014. | 10/16/2019.
26441C  BA 2 |DUKE ENERGY CORP NEW.......coevimiiiirirrinmiinniieriensiesiesisssesssssessesssenss. | ooveens ] I 2FE 100,000 |..... 99.524 100,000 | ovoviveeieerineriens | crvrererrrinnierins | eevesieninesinnes | e | e 3.114 05/11/2018. | 05/14/2021.
26884U  AA 7 |EPRPROPERTIES.......cooooiiremrieeieeiieeisessssiesssessissssesssssssssssssssissssssnssssnenns | evienns | oo [rerereen 1,2 | e 2FE 103.120 103,120 102,631 (256) | .evvvrererrneinnee [ errrerierineerisnines [ e 5.250 07/11/2018. | 07/15/2023.
291011 BF 0 |EMERSON ELECTRIC CO......ocoovrerrinirirerinreneniiresssissnesienesesssnissssssssns | vevenee oo e 1,2 [ s TFE| oo 294,312 | 98.628 .295,884 295,125 813 [ e [ e [ 2.625 06/26/2018. | 12/01/2021.
29364D AR 1 |ENTERGY ARKANSAS INC......ccoomirrrrierierineenneeineissssissensessssessenssenssssinsnnss. | eevenne | oo [eoverenn 1,2 | i 1FE| oo 249,250 | ... 98.892 247,230 249,373 123 | oo [ e [ e 3.050 02/13/2018. | 06/01/2023.
345397 VU 4 |FORD MOTOR CREDIT CO LLC......ccomurimirierimieirinriinerinssienienessnissinenis | vevnee | oo | evvvnnivens [ o 2FE 102.557 205,114 210,172 (2,350) [ ..o | e | s 5.875 05/09/2018. | 08/02/2021.
369550 AW 8 | GENERAL DYNAMICS CORP......ccovtvrrirrireriesireniseessnissssssssesssssssssssssssns | avvenee | oo [ ceneens 12| 1FE| ooveennn...484,085 | ... 94.208 471,040 487,017 2,628 | .o [ [ 1.875 11/14/2017. | 08/15/2023.
37045X  AY 2 | GENERAL MOTORS FINANCIAL COMPANY INC.......cccovverrrererimmrirenirenenneinns [ woveres | oo | evniene 12| e 2FE| 99,617 | 98.759 99,729 12 | i [ [ e 3.200 05/09/2018. | 07/13/2020.
3733IN AB 7 [GEORGIA-PACIFIC LLC......ccoerririrceieirerissisesieeisneesssissensesssssssssssssessenes | oneee | oo | veverneeens (. 1FE]| ... 103.617 518,085 524,387 (12,832) [ .overeererineines [ e [ e 5.400 07/01/2014. | 11/01/2020.
380956 AD 4 | GOLDCORP INC........ooverrriirinerieriererneninnrerienesneesenssssessessssssenssessssssssnsnes | vevnee | G | v 1,2 [ i 2FE | s 148,050 |..... 99.072 148,608 148,150 100 | coveoeeerierrnens [ erveereeineinenienns [ s 3.700 10/03/2018. | 03/15/2023.
38141G WK 6 | GOLDMAN SACHS GROUP INC.......ccoivirrircirneieiieiissesneesssiseesssssssissensns | eovenee | oo [ everireeii | oeees 1FE 253,043 |..... 97.594 | ... 243,985 252,562 (A81) | v [ e [ e 3.801 05/09/2018. | 06/05/2023.
404280 BA 6 |HSBC HOLDINGS PLC.......covvurirenirierierereeisnineriesinsesensssessensesssnensensnees. | eevneee | C [ ovevreins | cveees AFE| oo 348,656 |..... 99.429 | oo 348,002 348,817 181 | oo [ e [ s 3.600 05/09/2018. | 05/25/2023.
41283L AT 2 |HARLEY-DAVIDSON FINANCIAL SERVICES INC.......cccosvveerenmrenerrerineenneens [ eorneee | o [everirene | s 1FE]| .. 100,000 99.999 | ... 99,999 100,000 | ovvueererrrrirenrens | ererneernseineisneries | eeeeemsssisensnees | reeeseesensesensenes | s 3.647 . | 11/26/2018. | 03/02/2021.
438516 BD 7 |HONEYWELL INTERNATIONAL INC.......coooomirrmriininnnineineninereresenssninens | eovnnee | | rovererenn | s TFE| oo 263,550 |...101.131 | ..occcvvvennnc 252,828 260,464 (1,982) | oo | e | e 3.350 06/02/2017. | 12/01/2023.
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452308  AJ 8 |ILLINOIS TOOL WORKS INC.......cooerieirimrirrerieimniseriesssneessenssssesesssssssensens | eevenee | o | vevereenes (. TFE| oo 301,063 |...100.764 | ......cocoornee. 251,910 | .oovrvrrinn 250,000 | ...cooorerneen 252,590 | ..o | e (10,387) [ .oovvrrerrrerieennes [ errrerirerineeeninns [ e 6.250 |......2.017 |AO...... 02/19/2014. | 04/01/2019.
452308 AU 3 |ILLINOIS TOOL WORKS INC......ccooreuirrnrirrireirnsisneisesesesesessseesssssssesesnsnns | eovenee | o | wreereenes e 1FE ...249,003 |..... 99.843 249,962 X 72 [N IR IO 1.950 |.....2.045 |MS...... 09/23/2014. | 03/01/2019.
458140  BD 1 |INTEL CORP.....coostviirecrirnrrncrieriseersnisssinesienesseesssisssnsessessssensensssssssnssenes | vonnees | oo | coneen 1,2 | et IFE | ciiiiiinne... 556,094 ... 97.558 555,151 (902) | ..vvvrerrrirrernee [ erreriereneeienines [ e 2.875 |.....2.681 |MN...... 12/13/2017. | 05/11/2024.
46625H KC 3 |JPMORGAN CHASE & CO . e [ [ IFE 286,056 95.271 287,248 1,192 [ s | | e 3125 |.....3.920 [JJ....... 05/09/2018. | 01/23/2025.
46849L TC 5 | JACKSON NATIONAL LIFE GLOBAL FUNDING.......cccoeverrerrimrircrinnrierirenes 100.533 99,820 14 [ s | e | s 3.875 |.....3.907 [JD....... 06/06/2018. | 06/11/2025.
494368 BN 2 |KIMBERLY LEASING CORP........ccocovmrvimnrrierrirnnnrinnneisssinsneissnssisnssinsneinns | vovneee | oo | cenevcvnen ] | e TFE | .. 248,750 | ... 99.581 249,897 262 | oo | e | e 1.900 |......2.007 |MN...... 06/10/2014. | 05/22/2019.
50077L  AJ 5 |KRAFT HEINZ FOODS CO......ccovveririerrnnrinrierieeeseesssssserssensnesssessssssssssnns | sernee | oo [eornen 1,2 [ c0icFE | viiiin.99,076 | ... 98.549 99,212 136 | coveeererierrnens [ ereeereeineienienns [ s 3.500 |.....3.740 [JJ....... 05/09/2018. | 07/15/2022.
532457  BF 4 |ELILILLY AND CO.....oeveviirririiieinniscnisnisniicsnisesisnisssissississssssssesnnnss | sovees | oo [eovenveen T |l TFE | .. 249,433 | ... 99.773 249,975 123 | oo [ [ 1.950 |......2.000 |MS...... 06/12/2014. | 03/15/2019.
539439  AK 5 |LLOYDS BANKING GROUP PLC.......cccovvereriirererinernenieeeseessseesssnsssessensneess | serinee | G [evnveinnes [ e TFE | it 198,594 | ... 98.063 .196,126 198,872 £ T UTNIR IV IO 3.100 05/09/2018. | 07/06/2021.
539439  AQ 2 |LLOYDS BANKING GROUP PLC........c.cocovvivinrinniiiniiverrnrissnissnissiiessssenisnens | seveeee | C e8| IFE | 184,306 | ... 88.952 177,904 185,072 <12 TOTOTORIN IVPORRRRORIIN IOV 3.574 05/09/2018. | 11/07/2028.
539830 AT 6 |LOCKHEED MARTIN CORP.... ...101.160 252,900 253,734 (4,200) [ .ooveenreerrerinns | e | e 4.250 01/27/2014. | 11/15/2019.
58013M  EL 4 [MCDONALDS CORP........cccosvrvurrrrrirnes ...101.194 252,985 256,784 (2,742) [ oo | e | s 3.625 03/06/2017. | 05/20/2021.
585055 BS 4 [MEDTRONIC INC......ocoovveriieriererrissiessssssessssssssssessssesssesssssssssssssssssssonses | aoveens | G [evverries | el TIFE | iiiee.n....500,485 | ... 99.605 498,025 500,468 (L4 ] [T ISR IO 3.500 08/28/2018. | 03/15/2025.
594918  BW 3 |MICROSOFT CORP........ccccoevumriverimrimriiniinsiveninsissnississisesssinsssenissssnsiens | soveees | oo [eovene L2 [ et TFE | 97,910 [ 98.848 98,848 98,249 339 [ | e | 2.400 05/10/2018. | 02/06/2022.
n'l 606822 AP 9 | MITSUBISHI UFJ FINANCIAL GROUP INC.......cccosvvvieenerirnernenirererseesssninsennns | werinee | G evvvrinnes [ e TFE | i 96,473 | .0 97.183 96,980 BO7 [ cooerereerrerienins | sevvnernerienineen | cveees 2.665 05/09/2018. | 07/25/2022.
- 00687Y AP 4 | MIZUHO FINANCIAL GROUP INC........oovvvrvnvnrnrnninnsnssssssssssssssssssssssssssssssssssssssss o [ C i | AFE | 198,088 | .. 99.788 199,576 198,331 243 | o | e | s 3.549 05/09/2018. | 03/05/2023.
o 617446  8C 6 | MORGAN STANLEY.......cccomirmmrrmererineessriserneriesenenssssessnsssssssssnenssssssessens | sevnee | oo [eovneevee | it TFE | it 199,730 0 98.655 197,310 199,760 30 | oo [ e [ e 4.000 05/09/2018. | 07/23/2025.
. 61945C  AF 0 [ MOSAIC CO....cvvrririrrrcierireisesieissiersssseiesssssssssssessssssssessssssssssssssssnssens | eovene | oo [oonreen 1,2 [ 0t 2FE | v 173,663 o 97.647 .170,882 173,927 261 3.250 12/21/2017. | 11/15/2022.
N. 63254A  AX 6 |NATIONAL AUSTRALIA BANKLTD (NEW YORKB........cccocvmerermermerrneennenns [ wovner | C oviiverns | o IFE | ... 245,588 | ... 98.337 245,843 246,616 1,028 [ oo | e | e 2.500 |... 05/09/2018. | 01/12/2021.
65339K AQ 3 |NEXTERA ENERGY CAPITAL HOLDINGS INC........ccocomriimriciieriniiisiinniins 100.198 100,198 100,230 (55) [ 1oovvverieerinnins | e | s 3.342 |...3. 08/06/2018. | 09/01/2020.
655844  BJ 6 |NORFOLK SOUTHERN CORP........coconmiurrimirerinreneniseensenisssssenssssssenssnenns | sevnee | oo [eornen 1,2 [ c0iFE | . 314,079 [0 99.325 297,975 307,896 (2,524) [ oo | e | e 3.000 06/30/2016. | 04/01/2022.
67077TM  AJ 7 [NUTRIEN LTD...civiiiririinrincineiseisssissisesissesssssssissssssssesssssssssssssssnssinnss | sevens | G e 1,2 000t FE | .. 258,338 | ... 96.529 241,323 255,077 (1,000) [ oo | e | s 3.150 07/25/2016. | 10/01/2022.
67080L AA 3 |[NUVEENLLC............. 103.043 103,043 99,413 10 [ o | e | e 4.000 10/17/2018. | 11/01/2028.
68389X  AQ 8 |ORACLE CORP......cccostiiriinirciierireinsinsiesiienissisesississsissssssssensssssenssens | eonnees | oo | cenneeen 1| et IFE | cii00000.223,023 ... 99.976 219,947 220,024 (B34) | oo [ e [ e 2.375 01/16/2014. | 01/15/2019.
695156 AQ 2 | PACKAGING CORP OF AMERICA............ 413,899 (1,385) [ oo | eeerreinerserineenns | e 4.500 06/27/2018. | 11/01/2023.
709599 AU 8 | PENSKE TRUCK LEASING CO LP 99,660 94 | o e [ e 3.200 07/23/2018. | 07/15/2020.
718172 AT 6 | PHILIP MORRIS INTERNATIONAL INC 96,746 X UUIUNIRN ORI IO 2.500 05/09/2018. | 08/22/2022.
718546 AC 8 | PHILLIPS 66.................. 259,542 | .ooovveerinrinneienis [ ereriiennens(2,758) [ o | e | s 4.300 03/09/2017. | 04/01/2022.
74005P  BF 0 |PRAXAIRINC.....ccooveierrieireieeeieeienineenns 251475 | oo [ errerirnenenne(351) [ | | e 2.700 12/15/2017. | 02/21/2023.
755111 BT 7 |RAYTHEON CO....c.cceovvrrvrrrririrrnnns 252,340 [ .ooveivieniieeenn | e (1,268) [ v | e [ e 3.125 06/17/2014. | 10/15/2020.
774341 AE 1 |ROCKWELL COLLINS INC. 302,566 | ..oovverrrcererineens [ v (BA1) [ | e | s 3.700 04/12/2018. | 12/15/2023.
833034 AH 4 |SNAP-ON INC....cccovvrvvrrmririrrrirnns ...107.303 375,561 | .o 350,000 | oo 382,650 | ..o [ e (11729) | e | e [ 6.125 11/23/2016. | 09/01/2021.
857477 BC 6 | STATE STREET CORP.......cccovvrmrrrnn ...100.238 100,238 100,000 | ovvueererenrirnenrens | ererreernseineineries | eevneesssisensnees | reeenessnseseisenes | e 3.776 11/28/2018. | 12/03/2024.
863667 AF 8 | STRYKER CORP........ccccvvrirrrrircrirerinieinnissisesinssienisssssssssssssensesssenssnens | sovees | oo [eornen L2 [ el IFE | iiiinnnenr...506,800 | ... 99.576 497,880 505,866 | ....coooerverrireriinnns [ crvererneneens(934) [ | e | s 3.375 01/31/2018. | 05/15/2024.
882508 AU 8 | TEXAS INSTRUMENTS INC......coccnrremrrmerrnrineersninseisenienisesssssseessssssnsssnens | sevees | oo [eovseevee T | el TFE | . 245,750 ... 99.193 249,490 | ..o [ 883 [ | e | s 1.650 06/11/2014. | 08/03/2019.
89152U  AF 9 [ TOTAL CAPITAL SA.....coiiiririieiirineieriessiessenessenns 102.112 102,249 | oo | eerrrerirenenne(858) | oot e [ 4.125 05/10/2018. | 01/28/2021.
90327Q D2 2 |USAA CAPITAL CORP..... ...149,805 |..... 99.901 149,853 | oo | eerverineernenen8 | i [ [ 3.000 06/26/2018. | 07/01/2020.
9033TH NV 1 [US BANK NA. ...ttt ssesesienssesesns. | eveens 2| 1FE 249,750 |..... 99.795 249,770 | .oovvvvvverrerree [ rvvreirrieennn20 [ | v | s 3.400 07/19/2018. | 07/24/2023.
92343V EN 0 |VERIZON COMMUNICATIONS INC......cvvuuirerirerreeineninneeseressssensesessessnsens | eeveeee | o | weeerienes 1 e 2FE | oo 192,478 |..... 97.041 193,114 | oo | crreeirneeeeneB30 | i e [ e 3.376 05/09/2018. | 02/15/2025.
949746 RW 3 |WELLS FARGO & CO.......ovvvrreiriiriiriinirieriesesnenissessssinssiensesssensssesesens | eoviees | oo [eovneeienns | e TFE | 231,393 [0 93.184 232,689 | ..ovvvvrrerrerreni [ v 1297 [ | e | s 3.000 05/09/2018. | 04/22/2026.
983919  AG 6 | XILINXINC....coovrerierreirerinrineeieeeseesssnississnsesessesssssisessssssesssssssssssessensssnns | sevees | oo [eovseeven ] [ i TFE | i, 249,715 | L1 99.777 249,987 | ..ovvevrnrrnerrnein [ ernerinninnnnnnB2 [ | | s 2.125 06/18/2014. | 03/15/2019.
98956P  AA 0 |ZIMMER HOLDINGS INC......oooivverrieriesiiesiesisssissssessiesssesssssssssssssssesssnses | seieees 201162 | 606,972 | ..o 600,000 | .....coovvrnee 612,781 | .ovvcrerecrreries | v (18,746) | s | v | v 4.625 02/27/2014. | 11/30/2019.
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Showing all Long-Term BONDS Owned December 31 of Current Year
7

1 2 Codes 6 Fair Value 10 11 Change in Book/Adjusted Carrying Value Interest Dates
3 (4 5 8 9 12 13 14 15 16 17 18 19 20 21 22
NAIC
F Desig-
0 nation Current Year's
r and Unrealized Other-Than- | Total Foreign Stated
ei Admini- Rate Used Valuation Current Year's | Temporary Exchange Admitted Contractual
g| Bond | strative to Obtain Book/Adjusted Increase (Amortization) /| - Impairment Change in Effective | When | Amount Due &| Amount Rec. Maturity
CUSIP Identification Description Code|n| CHAR | Symbol Actual Cost Fair Value Fair Value Par Value Carrying Value (Decrease) Accretion Recognized B./A.C.V. Rate of | Rateof | Paid Accrued During Year | Acquired Date
3299999. Industrial & Miscellaneous (Unaffiliated) - Issuer OBlIgAtIoNS...........cuwuiriireriierimisirisseissirisene s sene s | seesssesens 21,563,062 XXX 20,777,748 20,770,000 21,005,537 | oo 0] s (149,588) .0 0 XXX XXX XXX | e 203,747 | ........ 617,955 XXX XXX
Industrial & Miscellaneous (Unaffiliated) - Residential Mortgage-Backed Securities
73316P AG 5 ‘POPLR 044 AV1 - CMOIRMBS.....coooiviiririniiissnissssnesnr e | ....... | [ ........... 4‘ ...... TFE] e 62,022 |..... 99.156 | ..oooovriiniinnn 62,316 | ..o 62,847 62,052 | ..ovvvvrerrinann. 30 | e [ [ 3.186 |....3.735 [MON... [ .cocvirininens 33 | s 157 | 11/29/2018. | 09/25/2034.
3399999. Industrial & Miscellaneous (Unaffiliated) - Residential Mortgage-Backed Securities s 62,022 XXX | s 62,316 | ..o 62,847 | ..occovvvcnnnnn 62,052 | ..o 0 30 .0 0 XXX XXX XXX [ i 33 | s 157 XXX XXX
Industrial & Miscellaneous (Unaffiliated) - Commercial Mortgage-Backed Securities
06054M  AC 7 |BACM 18UB10 ASB - CMBS..........coveuiiriiieiienineisesississsssessessssessssissssens | sviies JO RO | IOV 1FE| oo 245,266 | ... 98.981 245,645 380 [ oo | e | e 3.019 08/22/2018. | 07/16/2049.
125156 AE 7 |CD 17CD3 AAB - CMBS.......oooeeeeeeeseeeeieeseeseesseeesssssseesssssessssssssesssssssesnss | seinees ] 1FE 100.987 99,378 B4 | e [ [ 3.453 05/15/2018. | 02/11/2050.
17290Y AS 7 |CGCMT 16C1 AAB - CMBS.............. SOOI IO JO PO | IOV 1FE| oo 97,586 | ... 99.142 97,840 254 | i | e | 3.003 05/15/2018. | 05/12/2049.
17291D AE 3 |CGCMT 18C5AAB - CMBS.............. SSPTTRTRRRRRRRTOR U | | 1FE ...104.568 102,798 (199) | covvrrererrerienns [ rererneessniserienes [ e 4.148 06/07/2018. | 06/12/2051.
45378Y  AA 2 [IPT18INDP A= CMBS.......oiiiiiiiieireeiseisiissiesssssssssisssssssesssessssssesssans | eveens JO PO | IOV 1FE| . ...100.764 99,998 0 [ [ e [ e 3.763 06/21/2018. | 07/01/2032.
46644Y AU 4 [JPMBB 15C31 A3 - CMBS.......ccovvviririerreieineriessnessenssssessenssssssensensssssnens | nevenne | oo | eeveserennidh | s 1FE ..101.747 100,395 (L1S) ] [T ISR IO 3.801 10/01/2018. | 08/17/2048.
61690Y BS 0 |MSC 16BNK2 ASB -CMBS.......... e ressenns | anrens N IR 3 1FE| oo 96,473 | 98.041 96,807 335 [ i | v | e 2.860 05/15/2018. | 11/18/2049.
61767Y AW 0 |MSC 18H3 ASB = CMBS........ccoorrerrmerirerineerenissisesieessessesssssessssssssssesssenens | veeees JO RO IO 1FE ...104.540 102,815 (181) | covvreereemerieens [ rererreersniserienes [ e 4.120 06/27/2018. | 07/17/2051.
94989Y BA 0 |[WFCM 16C32 ASB - CMBS.........ccccceunuuee [ ] 1FE] ... ...100.082 | .... 99,375 s 62 3.324 05/15/2018. | 01/17/2059.
499999. Industrial & Miscellaneous - Commercial Mortgage-Backed Securities .. .. Y [ 1,044,365 XXX | e 1,057,324 | .............. 1,050,000 | ............. 1,045,052 | .o 0 687 .0 0 XXX XXX XXX
Mndustrial & Miscellaneous (Unaffiliated) - Other Loan-Backed and Structured Securities
D 22822R  BF 6 |CROCAS 181 C - ABS........ooooiiimsrnrensvsssissssssnssssssssssssssssssssssssssssssssssssssenss | o [P PN IOV AFE| oo, 150,000 |..... 99.689 | .oooovrrerin 149,534 | .oooovvviis 150,000 150,000 | ovvvvcemcrerrnreniens | eovrreerneeinensenies | eevnensssenensinens | reeeseesnsenenenes | e 3.720 |.....3.720 |MON... 06/26/2018. | 07/15/2043.
26829G  AA 6 |ECMC 182 A - ABS......coiiiiirisniveiseiensnsssissssssiessesssssssesssssssesses | eovenne | o [ veverrenndt | e 1FE 96,484 |..... 99.880 | .... ...96,492 .96,608 96,484 0 [ v [ [ 3.137 |.....3.187 |MON... 10/04/2018. | 09/25/2068.
’84858D AA 6 | SPIRIT AIRLINES CLASS A PASS THROUGH CER.....covveiirinirissrissisenssnins | neeens e | 1FE[.oin...83,068 | ... 98.180 | ... ...81,588 .83,100 83,059 [\ R SRR JO 4.100 |.....4.106 |AO...... 08/02/2018. | 10/01/2029.
3599999. Industrial & Miscellaneous - Other Loan-Backed and Structured Securities. . . . 329,542 XXX 327,613 329,708 0 .0 0 XXX XXX XXX XXX XXX
3899999. Total - Industrial & Miscellaneous (Unaffiliated). 22,998,990 XXX ....22,225,001 22,212,555 | ..........22,442,183 | o0 | s (148,871) .0 0] XXX XXX XXX XXX XXX
Totals
7799999.  TOtal - ISSUET OBHGAHONS. ... vv.reierereessseissers sttt | snesssnssnd 43,710,974 XXX ..42,042478 | ..........42,895,000 | ..........43,119,603 | .....ccccovininn0 | s (168,220) .0 0] XXX XXX XXX | ........360,586 | ........ 930,240 XXX XXX
7899999. Total - Residential Mortgage-Backed Securities . . . 8,477,164 XXX 8,559,810 2,441 .0 0 XXX XXX XXX | 24,612 | 173,079 XXX XXX
7999999. Total - Commercial Mortgage-Backed Securities. . . eteereeererereerenenererenesnens | ererenieranas 1,044,365 XXX ..1,057,324 687 .0 0 XXX XXX XXX XXX XXX
8099999. Total - Other Loan-Backed and Structured Securities s . AP 329,542 XXX .327,613 0 .0 0 XXX XXX XXX XXX XXX
8399999, Grand TOtal - BONGS...........ccvueeeirerrirereieeieeise ettt nsnienes | avenissians 53,562,045 XXX ...52,887,224 | ...........52,851,560 | ..........52,973,802 | .....cccrrruinun0 | v (165,092) .0 0 XXX XXX XXX XXX XXX
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Statement as of December 31, 2018 ofthe HIMIO Partners, Inc

SCHEDULE D - PART 2 - SECTION 2
Showing all COMMON STOCKS Owned December 31 of Current Year

1 2 Codes 5 6 Fair Value 9 Dividends Change in Book/Adjusted Carrying Value 17 18
3 |4 7 8 10 11 12 13 14 15 16
NAIC
Market
Current Year's Indicator
F Rate per Other-Than- and
or Share Used Nonadmitted Unrealized Temporary Total Change in Total Foreign Admini
ei Book/Adjusted | to Obtain Fair Amount Received Declared but Valuation Increase Impairment B./A.C.V. Exchange Change | strative Date
CUSIP Identification Description Code | gn| Number of Shares |  Carrying Value Value Fair Value Actual Cost Declared but Unpaid|  During Year Unpaid (Decrease) Recognized (13-14) in B/A.C.V. Symbol (a)| Acquired
C on Stocks - Industrial and Miscell (Unaffiliated)
084670 70 2 |BERKSHIRE HATHWAY CL B ORD........coooimiiiriiiriinneineiiesiseniseesssssssinnns | eeveeees | 2,450,000 | ..................500,241 | ....... 204.180 142,035 14,602 | ..o 14,602 07/16/2007.
15135U 10 9 | CENOVUS ENERGY ORD.........oevurimrinrrierirnereesssisessssssessesessesssssssesens | seveeens C|.nn29,110.000 | ..................204,643 | ........... 7.030 166,468 | ..ovooovverrrererrernenes | e 3,787 (61,131) (61,131) 12/14/2009.
166764 10 0 | CHEVRON ORD.......cooouriiimiriiiniireeieseiieseisesessesesiesssissssssssssesssssssses | woeeees 292,109 18,480 (67,650) (67,650) 09/14/2009.
17275R 10 2 |CISCO SYSTEMS ORD....... 143587 | covveoeeeeeeeesnrensnees | e 8,704 34,204 34,204 11/14/2013.
219350 10 5 | CORNING ORD........cccoovommrremmmriorarriianns 125,376 | oo | s 8,316 (16,020) (16,020) 10/09/2013.
30231G 10 2 [EXXON MOBIL ORD........cooerimremmrirrimensssessersseseseseseessssssessessssessenssssssessens | soveeens 485,979 20,995 (100,425) (100,425) 01/12/2016.
303901 10 2 |FAIRFAX FINANCIAL HOLDINGS ORD ..406,323 8,250 (90,260) (90,260) | .. 09/23/2013.
314211 10 3 |FEDERATED INVESTORS CL B ORD.......ceeourimrrerierireesenisseesenssesssnieees | ceveens B8,811 | 11,039 11,039 08/31/2018.
354613 10 1 | FRANKLIN RESOURCES ORD..........coevvirrrirmrriirnenisenisssssisssessssssssssssenees | ceviees 139,486 | ...vvvvrrriins 170 | s 460 (6,016) (6,016) 10/02/2018.
375558 10 3 | GILEAD SCIENCES ORD.......ccvtvuirmerirerireessnisensesiesssesssesssssssesssssssssssenens | seveeees 437,907 15,048 (59,994) (59,994) 04/06/2017.
40434L 10 5 [HP ORD....iiiviciisiieisssis st | s 147,39 | v 2,691 | ........ 9,361 (9,240) (9,240) 01/21/2016.
458140 10 0 |INTEL ORD.....covouiieuirierirriseessense s ssesssseesesssss s ssessssesssssssssssssssssssesssenes. | coneeens . 129,083 | oo | e 6,840 4,389 4,389 10/03/2013.
47233W 10 9 |JEFFERIES FINANCIAL GROUP ORD.......cooorvierreiinirirnnrisessisssisnssiinens | cevvees | oee | oeereeens 20,000.000 | ..ovvernrirnnns 347,200 | ......... 17.360 320,800 [ ..o | s 9,000 (182,600) (182,600) 04/05/2016.
| 58933Y 10 5 |MERCK & CO ORD.....ccoviruririiieieineisessssssesssesssseesssssssssesssessssesssssssssns | coneeens 3,925.000 299,909 | ......... 76.410 129,822 | coovevvererirens 2,159 | ........ 8,304 79,050 79,050 02/11/2011.
h 61945C 10 3 |MOSAIC ORD......oovvverrrirrrirrinneiieeeiiseeenas ..11,100.000 226,810 39,405 39,405 08/21/2017.
) 651639 10 6 | NEWMONT MINING ORD.... ..11,000.000 273,092 (31,570) (31,570)| .. 02/18/2016.
717081 10 3 [PFIZER ORD....oiiiiiiiicisesieisee s ssssssessssssnsessassns | soenens 115,443 47,181 47,181 01/06/2011.
718546 10 4 |PHILLIPS 66 ORD e | aeriens . 133,789 | i (45,000) (45,000) 01/14/2003.
80105N 10 5 | SANOFI ADR REP 1 1/2 ORD.....ccvvvrirriririricierisissieiesssssensssssssssssensssssss | cenenens C|.nn5,500.000 | .o 238,755 | oo 43.410 ..138,958 2,255 2,255 10/10/2008.
878742 20 4 |TECKRESOURCES CLBORD............ (SRR IR C (50,930) [ ..vvvrerrerrarireriniinns (50,930) 02/11/2016.
9099999. Total - Common Stocks - Industrial and Miscellaneous (Unaffiliated)..........cccouiiiiniiniiiiiis o | 0,204,484 | XXX | 6,204,484 | ...............3,964,605 | ...ccooeeeenn6,020 | oo 154,373 [ i (488,712) | oo 0 (488,712) | .. XXX
9799999. Total - COMMON SEOCK........rvvuiessirsersiesrisenssssissers s snsssesssnsssnssnsns seessenssssssssnssessssnsensssssensennees | sennneennnn0,204,484 | XXX | i 6,204,484 | .. 3,964,605 | ooiviiiiiennn8,020 | i 154,373 | s (488,712) | ovvovvririserinniinn 0 (488,712) | .. XXX
...... (488,712) w0 (488,712) XXX




Statement as of December 31, 2018 ofthe HIMIO Partners, Inc

SCHEDULE D - PART 3
Showing all Long-Term Bonds and Stocks ACQUIRED During Current Year

ol A=

1 2 3 4 5 6 7 8 9
CUSIP Identification Description Foreign Date Acquired Name of Vendor Number of Shares of Stock Actual Cost Par Value Paid for Accrued Interest and Dividends
Bonds - U.S. Government
38378U 8L 4 [GNR 15HO4B FA - CMO.......oiiiirirriiiirieiieniesessissiseiesssessesessessssis 12/20/2018........ VARIOUS......ooiititiiiiie ettt | enes 74,574 ..74,134
912828  4J 6 |UNITED STATES TREASURY ......cviiiiiriiicieiieiseineiessiesssiseeenisnaes 05/10/2018........ Morgan Stanley..........ccvveerrriieeineirceceseeeeenee O 2,093,930 . 2,100,000
912828 4L 1 |UNITED STATES TREASURY......ccostvuirirerierirereieeissiseesessessienseseseeens 05/10/2018........ MLPFS INC FIXED INCOME..........ccosiuuerirmrmirireririessesesessesisesesseesssesssssesssssssensesssssssnss | aeeens 2,989,805 . 3,000,000
912828  4X 5 |UNITED STATES TREASURY ......ooiiiiiririiiiiiiseieiessiese e 09/21/2018........ 8122, st | e ....1,600,000
912828  B6 6 |UNITED STATES TREASURY......coiiiiiiniiiiriseiseeessiee e 11/19/2018........ UBS FINANCIAL SERVICES INC.......ovviiiiniiniieriicnieeesessiesissisesesissisessessesssssesnnens | oeves ..1,489,688 | .. 1,500,000
912828  PC 8 |UNITED STATES TREASURY ......cooiiiiiririiiieniiseieiessiesesiseienisiaes 11/19/2018........ UBS FINANCIAL SERVICES INC......couciuiiriiiicirrieieeieiesisi st essessssssenssnes | srestsesssssssssessassssssessesssssssssessssssessessas | oesssssessnssnessessssesessnessnssnes 1,993,750 . 2,000,000
912828 VS 6 |UNITED STATES TREASURY......coiiiiiirniiiiieineieessiese e 06/28/2018........ UBS SECUMIES, LLC......oviiriiieiseicecceicsee e sssnissnsens | enes 2,967,654 . 3,000,000
912828  XQ 8 |UNITED STATES TREASURY ...ttt sessnssseensssnses 06/28/2018........ UBS SeCurities, LLC........couiiiiiiiiiiiicsisiccissi s snieas ...1,946,874 . 2,000,000
0599999, TOtal - BONAS = U.S. GOVEIMIMENL. ... viiiieieiseitiiseie et ess st s etk 8 ek e08 e o0 E o8 h 40 E e E 808008 EEE o8 H 80880808 E 8408 EE 8 EoEE 4080 E L E o8 E 0088840880400 E e E 00 E b see bk snesent bbbttt s | eebennssnssenssne st ens et enes 15,141,274 .15,274,134
Bonds - All Other G
68323A  BK 9 |ONTARIO, PROVINCE OF........coiiiiirririrneiiersniseeesieissssss e ssssesessesees 05/09/2018........ NBCN INCL/CDS......oovieiiiicietietseiseie et 194,308 200,000
748148  PB 3 |QUEBEC (PROVINCE OF).....coctiimiiiiiiniiiersssiessssessssnssssssseensensanes 05/09/2018........ VARIOUS. ... 119,486 100,000
1099999. Total - Bonds - All Other Government, . OO OO OO OO PO PO OO OO OO OT OO OO PO PP OP PP PO PO PO PP PP PP PPP PP PP PP PR . 313,794 300,000
Bonds - U.S. Special R e and Special A
3128MJ  BW 8 |FH GO8812 - RMBS........cooieiieriirieeieieisee st 05/09/2018........ Morgan Stanley..........cceverveerieerrerceeseeeeeeeenes O 2,206,342 . 2,296,125
3132XY XM 4 |FH Q56083 - RMBS... s 05/22/2018........ Morgan Stanley...........cccuviicrieiiieiininieeesens IO . 394,344 400,000
31418C  NE 0 |FNMA3088-RMBS..........cccoevvvrunen. 05/09/2018........ Morgan Stanley.... 2,151,482 . 2,117,324
31418C U7 7 |FN MA3305 - RMBS . 05/09/2018 Morgan Stanley.... I ...1,565,140 | .. ....1,580,950
31418C V2 7 |FNMA3332-RMBS........ccooovvrvrinen. . 05/09/2018........ Morgan Stanley..........cceveerreereeernerceeseee s 2,358,029 . 2,381,847
I 451174  AD 8 |IDAHO ENERGY RES AUTH TRANSMISSION FACS........... s 10/09/2018........ WELLS FARGO SECURITIES LLC...... . et | s ..91,831 100,000
. 59261E  AH 2 | METROPOLITAN TRANSN AUTH N Y SPL OBLIG . . 06/06/2018........ STIFEL NICOLAUS & COMPANY INC............ s | e . 296,838 300,000
59261E  AM 1 | METROPOLITAN TRANSN AUTH N Y SPL OBLIG N . 05/31/2018........ STIFEL NICOLAUS & COMPANY INC............ e s | . 400,000 400,000
) 64971X DZ 8 |[NEWYORKN Y CITY TRANSITIONAL FIN AUTH . . 06/26/2018........ Morgan Stanley..........ccevevveeiererrereeeseee s O . 151,139 150,000
73358W A 3 [PORT AUTH N Y &N Juiiiiiiiiiiscieise e ensnses 09/12/2018........ Morgan Stanley..........ccoviierinriieiininieeens IO U ..90,165 ...75,000
899154 BB 3 | TULARE CNTY CALIF PENSION OBLIG 06/01/2018........ RAYMOND JAMES/FLL.....ooviririiiiireinsiseissieiseise s essesssssssssssessns | oeres . 100,000 100,000
914729 QU 5 |UNIVERSITY NORTH TEX UNIV REV............. .. . 09/05/2018........ RAYMOND JAMES/FL.....coooiiiiiiiiiiiiciiiisissis s sssssssisssssnnies | svieas . 299,076 300,000
3199999. Total - Bonds - U.S. Special Revenue and Special Assessment; .. £ et eeneeeeeseeieeereeiessesesiesessesierseieeiessesesseiesiesesseieesesiesesseiesesesieseeiesierseisesessesiesseiesiessesessesesiesierseiessesiesesssiesieisesseiesesiesssiiciess sieeiesiessesseiessesiesseisciessesessssessesesastons | foeesesessesesesantesnesesnnanes 10,104,386 ..10,201,245
Bonds - Industrial and Mi:
001055  AM 4 [ AFLAC INC......oiiiiieiiiciceicieisciesssi et 03/13/2018........ J.P. MORGAN SECURITIES INC......ccovviirririireriniieniniieeiesireriesisseessesissesesssessssssisesssinens. | svenes . 251,348 250,000 |. 3,021
00206R  FZ 0 [ATET INC...oouiiriiiciiiesiie it ensns | sosssessensanes 06/21/2018........ US BANCORP INVESTMENTS INC.. . . JEOURTTU OO . 100,000 100,000 | cooveeeiiiieeirreercesee e
009158 AR 7 |AIR PRODUCTS AND CHEMICALS INC. . e 10/02/2018........ Raymond James FINANCIAL...........ccvuriiiiiieinricsceseesereses e | renes . 397,944 400,000 |. 5,033
031162 BD 1 |AMGEN INC.....oooiiiiiiiiieiiseieiesissiesi s ssssnes 05/09/2018........ GOLDMAN, SACHS & CO...ccoouiiririrrieisiseessisss s ssssisssssssssssssessessssssensens | seenes . 151,781 150,000 575
05253) AT 8 | AUSTRALIA AND NEW ZEALAND BANKING GROUP s [ 05/15/2018........ WELLS FARGO SECURITIES LLC...... . ORI BV . 244,460 250,000 125
06051G  FS 3 |BANK OF AMERICA CORP s 05/09/2018........ MITSUBISHI UFJ SECURITIES........ciiiiiiiiieisisssieisssseie s ssssessssssssssssssssens | oeees . 297,525 300,000 |. 3,229
06054M  AC 7 | BACM 16UB10 ASB - CMBS...........cocoiuieiiieiinirereiineierisenenirenes 10/01/2018........ GOLDMAN, SACHS & CO....ccooviivrirrierineiriersneiesiserssisseessssisesse et sesesseseesssssssssessnns | aeenes . 245,266 250,000 424
09659W  2E 3 |BNP PARIBAS SA.......ooiiiiriiiiniiinsieiesisissssie st sssssssenes C 05/09/2018........ BNP SECURITIES........coiiiiiririieinieissis e sssesssssssssssssensns | oeves . 196,690 200,000 |. 1,361
09681L  AG 5 |BOC AVIATION LTD.....cvuieiirriiiiereriereniseerissieeseseessess s [ 05/10/2018........ BANK OF NEW YORK.......cuiviiieririeierineienieicninienes [ P . 201,460 200,000 228
122014 AH 6 |BURLINGTON RESOURCES INC.........cocoomrvmiriririrriieriens 01/30/2018........ Stifel, Nicolaus & C0., INC......uvvuuiirriiiieiieiesiisessie st | v . 647,635 500,000 ...15,489
12515G  AE 7 |CD 17CD3 AAB - CMBS.......cooviirriiiiiirerinniceesis st 10/01/2018........ GOLDMAN, SACHS & CO....cccouviivrirriirieeiseierssesesieresisse e ssssiessesisssseninns | aeenes ..99,324 100,000 153
126650  CV 0 [ CVS HEALTH CORP.......ovvvirieriiriieinissiiesie e sseesienes 05/09/2018........ BARCLAYS CAPITAL INC.....ouviurieiieriieieeisriieiiessiesiesisssessssessssessesessssssessssssesssnnses. | aveens . 149,259 150,000 956
151020  AJ 3 | CELGENE CORP......cootiriiireinrircreisce s 06/21/2018........ RAYMOND JAMES/FLL.....coviririniiniiiiniiesissieissisese s sensessssens | reves . 302,919 300,000 |. 4,333
17290Y AS 7 |CGCMT 16C1 AAB - CMBS... 10/01/2018........ GOLDMAN, SACHS & CO.....ouuriimrirriiieiisieiiessiessesesseissssesiessssessessssssssssessssessesens | sveees ..97,586 100,000 133
17291D  AE 3 |CGCMT 18C5 AAB - CMBS... 10/01/2018 CITIGROUP GLOBAL MARKETS INC. . . 102,996 100,000 230
172967  KG 5 [CITIGROUP INC......cvorrieiiriieiiesieeisseissieesiesie et 05/09/2018........ P MOTGAN......ooiiii s | e . 242,648 250,000 |. 3,058
20271R  AM 2 | COMMONWEALTH BANK OF AUSTRALIA (NEW YORK. BTN [ 05/15/2018........ RBC CAPITAL MARKETS, LLC.... 245,265 250,000 250
21685W BT 3 | RABOBANK NEDERLAND.........cocvuivirierrimeineriessienienessesesssessnnens [ 05/10/2018........ GOLDMAN, SACHS & CO. . 103,287 100,000 |. 1,538
21688A  AE 2 | RABOBANK NEDERLAND (NEW YORK BRANCH)..... RO TO RO TRRON [ 08/16/2018........ RBC CAPITAL MARKETS, LLC.....cootviiiieiiiernniiie e sesssssessssssssssssssssiessnsens. | reves . 247,208 250,000 |. 2,086




Statement as of December 31, 2018 ofthe HIMIO Partners, Inc

SCHEDULE D - PART 3

Showing all Long-Term Bonds and Stocks ACQUIRED During Current Year

1 2 3 4 5 6 7 8 9
CUSIP Identification Description Foreign Date Acquired Name of Vendor Number of Shares of Stock Actual Cost Par Value Paid for Accrued Interest and Dividends
22822R  BF 6 |CROWN CASTLE TOWERS LLC - ABS 06/26/2018........ Morgan Stanley.... 150,000 150,000
26441C  BA 2 |DUKE ENERGY CORP NEW. 05/11/2018........ CITIGROUP GLOBAL MARKETS INC. 100,000 100,000
26829G  AA 6 |ECMC 182 A - ABS......oiiiieiiieiniceesiesis e 11/01/2018........ JP MORGAN SECURITIES LLC......coovveereicreiineieririns ..99,872 100,000 | ovovercereriicrieeieeeee e
26884U  AA 7 |EPRPROPERTIES.......occooioiieeeeeeeecee e 07/11/2018........ WELLS FARGO SECURITIES LLC...... 102,887 100,000 2,596
291011 BF 0 |EMERSON ELECTRIC CO.......... 06/26/2018........ Southwest Securities, 294,312 300,000 591
29364D AR 1 |ENTERGY ARKANSASINC............ . 02/13/2018........ CREWS & ASSOCIATES, INC.......eeieiaeeririeseieeeieseieesseeeesesssss e esnees 249,250 250,000 1,567
345397 VU 4 |FORD MOTOR CREDIT CO LLC........coomiiririirirnineirerinsieerenens 05/09/2018........ 8122, 212,522 200,000 3,231
37045X  AY 2 | GENERAL MOTORS FINANCIAL COMPANY INC.......ccovviiiieiiieieriernsisneesieissssesessseesesseenanes 05/09/2018........ CITIGROUP GLOBAL MARKETS INC........cccovvvrmrrvirirens ..99,617 100,000 1,049
380956  AD 4 | GOLDCORP INC.......couiirriiimiiererieierisieeesieiss e enssnaes 10/03/2018........ RAYMOND JAMES/FL......coviririniiiiiiniiseinsieissiesesissen 148,050 150,000 308
38141G WK 6 | GOLDMAN SACHS GROUP INC... 05/09/2018 US BaNK......coceeriiicerineee e 253,043 250,000 1,431
404280  BA 6 |HSBC HOLDINGS PLC........coomiiririirneineieresiseeesi e enissees 05/09/2018........ State St t. ... 348,656 350,000 5,810
41283L AT 2 |HARLEY-DAVIDSON FINANCIAL SERVICES INC.. 11/26/2018........ CITIGROUP GLOBAL MARKETS INC......c.coovvvrmrrvirrirene 100,000 100,000 | oveovererereieereeieee e
45378Y  AA 2 |INDEPENDENCE PLAZA TRUST 2018-INDP - CMO........ccccmmiinirireriiiieiisnissiisss e 06/21/2018........ GOLDMAN, SACHS & CO...coovrirririiieriiseiesiesis e ..99,997 100,000 282
46625H  KC 3 | JPMORGAN CHASE & CO......evoierriirriieiereeieiesiseiesesseesssiessesinsenes 05/09/2018........ Morgan Stanley..........cceverreerieerrereeeseeeereeeeenes 286,056 300,000 2,813
46644Y AU 4 |JPMBB 15C31 A3 - CMBS s 10/01/2018........ Morgan Stanley..........cvrverrerieeiceee e 100,414 100,000 21
46849L  TC 5 |JACKSON NATIONAL LIFE GLOBAL FUNDING........cccvviierriiiiereriseireniserseieiesisseesissnesenene 06/06/2018........ GOLDMAN, SACHS & CO ..99,806 100,000 | evoovenererieieereiereereee e
50077L  AJ 5 |KRAFT HEINZ FOODS CO 05/09/2018........ RBC CAPITAL MARKETS, LLC.... ..99,076 100,000 1,128
539439  AK 5 |LLOYDS BANKING GROUP PLC 05/09/2018........ Morgan Stanley.... 198,594 200,000 2,153
539439  AQ 2 |LLOYDS BANKING GROUP PLC 05/09/2018 MITSUBISHI UFJ SECURITIES 184,306 200,000 .79
585055  BS 4 |MEDTRONIC INC....coiviiiiiieiiieiseierscicesesie st 08/28/2018........ BNY/SUNTRUST CAPITAL MARKETS 500,485 500,000 8,021
ITl 594918  BW 3 |MICROSOFT CORP........cooviviirniireriiisriresierssssiesissiesesseisssss s 05/10/2018........ WELLS FARGO SECURITIES LLC...... .97,910 100,000 653
- 606822 AP 9 |MITSUBISHI UFJ FINANCIAL GROUP INC.......... 05/09/2018........ PERSHING LLC.....cooviricieererseee s ..96,473 100,000 785
‘ﬁ’ 60687Y AP 4 |MIZUHO FINANCIAL GROUP INC.......coiiiriiinriieireriiisiiesississssissss e essnes 05/09/2018........ PERSHING LLC.....coviiriieieriisienie e 198,088 200,000 1,301
.Jh 61690Y BS 0 |MSC 16BNK2 ASB - CMBS........... 10/01/2018........ GOLDMAN, SACHS & CO....ccoouuiriiirireriririeeieeis et ..96,473 100,000 127
617446 8C 6 |MORGAN STANLEY ..ottt 05/09/2018........ JP MOTGAN. ..o 199,730 200,000 2,400
61767Y AW 0 [MSC 18H3 ASB - CMBS.......ccoovririeiiieriirierieie e 10/01/2018........ Morgan Stanley..........cceverreenieernereeeseeeereeeenes 102,996 100,000 126
63254A  AX 6 |NATIONAL AUSTRALIA BANKLTD (NEW YORK B.......cvuiieiriieiiieisniseiesiseissiesesissienssenenes 05/09/2018........ PERSHING LLC.....coviiriicieriissienie e 245,588 250,000 2,066
65339K  AQ 3 |NEXTERA ENERGY CAPITAL HOLDINGS INC 08/06/2018, BARCLAYS CAPITAL INC......coooviririerreeiereeireeeriseeesieenees 100,285 100,000
67077TM  AJ 7 |NUTRIEN LTD...coovvvviirieiierceneieniniees 04/10/2018........ CORPORATE ACTION. ...ttt sssen 256,078 250,000
67080L  AA 3 |NUVEEN LLC.....ooiiicincer e 10/17/2018........ JP MORGAN SECURITIES LLC......coovvvervriireinrierirenes ..99,403 100,000 | oveoverereriieeieiererirere e
695156  AQ 2 | PACKAGING CORP OF AMERICA.......cciturimiireririsiresieisssssisessssise s sss s snsssssssans 06/27/2018........ RAYMOND JAMES/FL......ooovviriviniieirerinsinseinsiisissieiessnsens 415,284 400,000 2,900
709599 AU 8 | PENSKE TRUCK LEASING CO LP 07/23/2018........ GOLDMAN, SACHS & CO.... ..99,566 100,000 .89
718172 AT 6 | PHILIP MORRIS INTERNATIONAL INC 05/09/2018........ GOLDMAN, SACHS & CO.... ..96,212 100,000 549
73316P  AG 5 |POPLR 044 AV1 - CMO/RMBS.........ccovviiirerniicereriererieiesissienieenees 11/29/2018........ WELLS FARGO SECURITIES LLC...... ..62,066 ...62,891 37
774341 AE 1 |ROCKWELL COLLINS INC 04/12/2018........ Southwest Securities, 302,907 300,000 3,731
84858D AA 6 | SPIRIT AIRLINES CLASS A PASS THROUGH CER 08/02/2018........ CANTOR FITZGERALD & CO.....oouriiiriririrerieiisesesie i ..86,349 ...86,392 1,230
857477  BC 6 | STATE STREET CORP....c.ovueiirieiniiseiersisiese s 11/28/2018........ MLPFS INC FIXED INCOME..........coiiiiieiiriiererisisisssiesssssseessssisssesse s ssessssesessssenes 100,000 100,000 | cooveeiiieeeiieeeeeeee e
863667  AF 8 | STRYKER CORP.......couiiiiiiitieeiiieitieri s 01/31/2018........ Stifel, Nicolaus & Co., INC.......c.vvuiviriniierniirenreierreeinein 506,800 500,000 3,609
89152U  AF 9 | TOTAL CAPITAL SA.....oiiiiiiirineiirerinseiesienesssiiesienns 05/10/2018........ WELLS FARGO SECURITIES LLC...... 102,904 100,000 1,215
90327Q D2 2 | USAA CAPITAL CORP......ovutirriirriierissieeesietesi s asenisnaes 06/26/2018........ DEUTSCHE BANK SECURITIES, INC.......cccovveiiririrerinnins 149,805 150,000 | ovovenereriicrieeieeeene e
90331H NV 1 [US BANK NA. ...t 07/19/2018........ US BANCORP INVESTMENTS INC............ 249,750 250,000
92343V EN 0 |VERIZON COMMUNICATIONS INC........covieirmrieierierineierinnnees 05/09/2018........ GOLDMAN, SACHS & CO....couiriiiiireriiiseiiesieeesi et 192,478 200,000
949746 RW 3 |WELLS FARGO & CO......cvtviiririeriiiienisissie s 05/09/2018........ MITSUBISHI UFJ SECURITIES........ccvuiiiirirrirriiirissiiesiesesseisssssssssesssessesssssesessesssenens 231,393 250,000
94989Y  BA 0 |WFCM 16C32 ASB - CMBS......cctuiiiiiiriniitissniserssssse s ensnnses GOLDMAN, SACHS & CO.... .99,313 100,000
3899999. Total - Bonds - INAUSHTIAl NG MISCEIANEOUS. ...tttk ehs et E o8008 E 8808800848408 8088080 E 8808 H 0080048408080 E 0 E 48008008000 eebbe st b bbbttt | enbennssns st ens s enes 12,239,391 | i 12,149,283
8399997, TOtAl = BONMS = P 3.ttt E b8 Ef 80 E R R E S8 16 eHEoEEe 8 EEEEEEEoEE R fEEE S A1 £EEHE R L E£EE £ EE oL EEE £ L E£EE R EHEEEEE e 8L E oL S0 E R R E £ E L EE£EE L ELEE £ E L E 4L £Ef L E S L E R EE L eH oL EEeEE SRR b eE b eeELEbenE R bbb .37,798,844 ..37,924,662
8399998. Total - BoNdS = SUMMAIY HEM fTOM P 5.........evuiiiieieisiseisistsissseessssesssess st ess s erssse s esssessess et esssesseess | essasessesasssessasssesseesaeeseessesaeesensseEseesaeE o0 s eeEeEEoeE e Es oL e seEeE 8 a0 e 08 o0 E e 108 L0t eeE o080 E oL E o088 eL 881 E 8408 E o088 E 1o E o0 s eeE e anteee | feeteetentse b et en b en bbbttt ...1,091,641 ....1,100,000
8399999, TOAl = BOMAS. ...ttt ettt etttk 8848888818888 EE 18£8 eE 8 EfeEE R L b 4EE1£EEeEHe eEEEEAeEEoEEEEE4EE R f oL L oL oL E R £EEeLE £ EE L L 4L L E L E AL E e E£EE L8R L b LE 8 E LR EE L E Lo EE L EELE LR L E1EE R E L E oL E e E b L bR R eEE s eekeeEtenE R e er bbbttt | sereenb e et 38,890,485 | ..o 39,024,662
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Statement as of December 31, 2018 ofthe HIMIO Partners, Inc

SCHEDULE D - PART 3
Showing all Long-Term Bonds and Stocks ACQUIRED During Current Year

1 2 3 4 5 6 7 8 9
CUSIP Identification Description Foreign Date Acquired Name of Vendor Number of Shares of Stock Actual Cost Par Value Paid for Accrued Interest and Dividends
Common Stocks - Industrial and Mi

314211 10 3 |FEDERATED INVESTORS CL B ORD . 08/31/2018........ MERRILL LYNCH,PIERCE,FENNER & SMITH........ s . 3,000.000 ..68,611 XXX s
354613 10 1 | FRANKLIN RESOURCES ORD.......coiiuieiriniieserisissnsssssenssnesenssnssseenssnnses 10/02/2018........ VARIOUS ... bbbt | enbscssens s s 4,500.000 | ooooriieiinn e 139,486 XXX

9099999. Total - Common Stocks - Industrial and Miscellaneous.... e eeEeEeeeieeEiee EeeeteEeeeseneiesiesieesesseEeessereierserirsiesieiesiessieisecioessesieriiesieressersesierirsiesieiiesisseriesiesiesieiieiieiesieisessesieiiiesieiesiicsiereiiiesieniee feriierersrsenserininean s . 208,097 XXX

9799997. Total - CommOn StOCKS = Part 3...........ccooueviiieiiieeieicieiceeeeeeeeee e ettt et et 1ot taet et et e et et et aete s et eaetes e aet et s ae e et et A e te b et s Ae e et e A et et s ae s et eneAet et s aet et s eee et s eaetesnsetesnsetetesereetesenee  etaitesesseietesteetesseetetesentetenneetesnaetenan . 208,097 XXX

9799999. Total - COMMON SOCKS.........oviiieririiieiisiisiierissi s OO OO OO OO OO POT OO OO OO PP O O PO PO OO SO P O PO PO PP PO PP PP PP PO PRSPPI . 208,097 XXX

9899999. Total - Preferred and CommOn StOCKS.............c..cuoveviuereiicrereiieeeecereceee e et ettt et et et et taet et e e ete sttt et eseae st s ae s et s ae e et et A e Ae b et s A et et e A et et s as A et eseA et et e aete st e ee et s et et esna et es st etetesereetasense  oeaitesesseietestaeteseseetetesestetenneetesnantenan . 208,097 XXX

9999999. Total - Bonds, Preferred and Common Stocks et RSeS| Shete sttt enen st eene | eteresieernn et 39,098,582 XXX 187,441




Statement as of December 31, 2018 of the

HMO Partners, Inc

SCHEDULE D - PART 4
Showing all Long-Term Bonds and Stocks SOLD, REDEEMED or Otherwise DISPOSED OF During Current Year

1 2 3 4 5 6 7 8 9 10 Change in Book/Adjusted Carrying Value 16 17 18 19 20 21
1 12 13 14 15
F Current Bond
0 Year's Interest /
r Unrealized Current | Other-Than- Total Foreign Foreign Stock Stated
ei Prior Year Valuation Year's Temporary | Total Change | Exchange Book/Adjusted | Exchange | Realized Total Gain | Dividends | Contractual
g| Disposal Number of Book/Adjusted Increase | (Amortization)| Impairment | in B.JA.C.V. | Changein | Carrying Value at | Gain (Loss) | Gain (Loss) | (Loss)on Received Maturity
CUSIP Identification Description n Date Name of Purchaser Shares of Stock | Consideration Par Value Actual Cost Carrying Value | (Decrease) | /Accretion | Recognized| (11+12-13) B./AC.V. Disposal Date | on Disposal | on Disposal | Disposal | During Year Date
Bonds - U.S. Government
38378U 8L 4 |GNR 15H04B FA - CMO. . [ 11/20/2018. | Paydown............cccooevvrivcinnnnas 347 | 347 B9 [ | e | oo e | e 0 [ eoveeeeereeeeeens | eeevereeieeienenan K10 NN IS (V) [ (V2] —— 12/20/2064.
912828 4J 6 |UNITED STATES TREASURY. o |+ | 022018 | VARIOUS .o | 1,292,473 | ....... 1,300,000 | ..rrr01,296,242 | oo | v | oveernse 823 | oo | cereereennnd (7. I 1,296,865 | coccvvvrrrcrrs | corens (4,393) | oo (4,393) | ....... 11,152 | 04/30/2020.
912828 4L 1 |UNITED STATES TREASURY.....ccoovvvmmiirrsen | 08/16/2018. | VARIOUS.....oooocosvssvnsnssvssvnssnssos | s | o 796,160 | ......... 800,000 | 11000 77,281 | cvoioensscnnssins | svenssnnssens | ennssinnssn D7 | s | 57 T97,338 | oo | s (1,178) | oo, (1,178) ] ..o 3,041 | 04/30/2023.
0599999. Total - Bonds - U.S. GOVEMMEN........oovvvvveeurmiiireririsiesissrssniiies | seessssssssssssssssssss s ssssssssssssssssssssssnns | 2,088,980 | ....... 2,100,347 | ....... 2,093,873 | cocoovvceerce. () [ 680 | .o (O 680 | .o ()] 2,094,553 | .oooiiniienns 0 | (5,572) | ...ce.e. (5,572)] ....... 14,194 XXX
Bonds - U.S. States, Territories and Possessions
207720 L5 9 |CONNECTICUT ST [ ] 05/0912018. [Morgan Stanley..........cwovrurcce: 245528 250,000 253028 251,621 (218) (218) 251,403 | oo | e (5,876) | .ooove. (5,876) | ......... 4,861 | 08/01/2020.
1799999. Total - Bonds - U.S. States, Territories & POSSESSIONS.........cc.ccccuiiiiiiies covvriirinissssisss s 245,528 250,000 253,028 251,621 0 (218) 0 (218) 0 251,403 0| (5,876) | covvvves (5,876) | ......... 4,861 XXX
Bonds - U.S. Special Revenue and Special Assessment
3128MJ  3W 8 |FH G08812 - RMBS. .. 12/01/2018. | Paydown.........c.coveevreerererincines .56,053 04/01/2048.
3132XY XM 4 |FH Q56083 - RMBS. - 12/01/2018. | Paydown........cccococccccorrrccc 11,870 05/01/2048.
3133EF LA 3 |FEDERAL FARM CREDIT BANKS FUNDING .| 10/10/2018. | WELLS FARGO SECURITIES LLC..........
CORP 246,238 250,040 250,023 10/22/2019.
31418C NE 0 [FN MA3088 - RMBS . 1 12/01/2018. | Paydown..........ccvvvverniveirininnne 133,510 08/01/2047.
31418C U7 7 |FNMA3305-RMBS........ccooevererierieeeieeieeeenas .. 12/01/2018. | Paydown.........c.ccueevveerererinienee 03/01/2048.
31418C V2 7 |FN MA3332-RMBS . 1 12/01/2018. | Paydown..........ccvvvierniverrininenne 04/01/2048.
rr|880591 EQ 1 |TENNESSEE VALLEY AUTHORITY... - 1110172018, | VARIOUS......oovvvecvcenscssssicinnc | e | oo 999,245 ....1,002,326 10/15/2018.
—3199999. Total - Bonds - U.S. Special Revenue and Special ASSESSMENS............  cvvvviiervviinecssinsssiscssisssssssssssssssssssssssssiseens | 1,581,500 | ...... 1,586,026 | ...... 1,596,577 ...1,252,366 XXX
.hBonds - Industrial and Miscellaneous
002824 AU 4 |ABBOTT LABORATORIES........ccormsermvrrrrsssncnrens [ 0410172018, | VARIOUS.....oooorensonssvesssens | 780,099 | ......... 760,000 | ......... 878,180 | ...coooe... 787,246 782,508 04/01/2019.
00440E  AK 3 |CHUBB INAHOLDINGS INC.......c.cccrmrirerrrirenrnn C [ 04/01/2018. | Maturity @ 100.00 250,000 250,000 | ........... 276,122 | coovvv. 252,219 .250,000 03/15/2018.
008916 AK 4 |AGRIUMINC..... .| 05/01/2018. | CORPORATE ACTION. 256,078 250,000 258338 | ... 256,446 .256,078 10/01/2022.
031162  AX 8 |AMGENINC......ccooomirirrrrrrvviriisssenens .| 07/0172018. | Maturity @ 100.00...........c.coovwvwvvmmvmmvn | 500,000 | ......... 500,000 | ......... 613,045 | ccococcne 508,908 500,000 06/01/2018.
035242 AA 4 |ANHEUSER-BUSCH INBEV FINANCE INC.......... C| 05/09/2018. | GOLDMAN, SACHS & CO...ooovevvvcmsere | 192,580 | .....200,000 | ........ 199,578 | oo 199,586 199,616 01/17/2023.
037833 AJ 9 |APPLEINC.....cccoomvrrmrrrenns .1 06/01/2018. | Maturity @ 100.00...........oevmreeemrvemreeann | 300,000 . 285,480 298,909 .300,000 05/03/2018.
037833 AQ 3 |APPLE INC....cocovvvrrriiierisrienrninns .1 05/16/2018. | UBS FINANCIAL SERVICES INC. 249,398 250,000 250,573 | ... 250,165 .250,120 05/06/2019.
057224 AY 3 |BAKERHUGHES INC <[ 03/01/2018. | VARIOUS .. .oesvvesvvesssessssnsssssssssnns | 873,560 | ......... 837,000 | ....... 1,059,031 | 1o, 875,377 874,287 11/15/2018.
07274N  AS 2 |BAYER US FINANCE Il LLC .| 11/20/2018. | Maturity @ 100.00...........cooovverscecevecieens | o 125,000 125,000 11/15/2018.
097023 AW 5 |BOEING CO -1 05/09/2018. | PERSHING LLC........oooovereeniciciivvccnes | e | e 385,283 | .......... ...392,622 387,434 03/15/2019.
097023 BE 4 |BOEING CO .| 06/01/2018. | Maturity @ 100.00........oo.oovvvvvmviomris | | 600,000 | .......... 600,000 . 599,183 600,000 05/15/2018.
166764 AE 0 |CHEVRON CORP... -1 07/01/2018. | Maturity @ 100.00...........covvvvvvvccvvvvvccces | e | oo 1,250,000 250,000 ,255,600 ...1,250,466 ...1,250,000 |. 06/24/2018.
166764 BT 6 [CHEVRON CORP . . | 05/09/2018. | SG AMERICAS SECURITIES, LLC.......... 242,693 250,000 253,180 253,149 .252,981 03/03/2024.
219350 AS 4 |CORNING INC....oooovooeseverrsonsnsessssessssesne o [ 1111512018 | VARIOUS......oocvverseveseresssevmssensssnes | | 987,949 ..1,019,262 991,298 05/15/2019.
244199 BC 8 |DEERE&CO......... .| 05/09/2018. | State Street.............cooewwvveevurvveorevennerens | 664,053 673,942 669,245 10/16/2019.
24702R  AE 1 [DELLING....ooooooosooooesceeoesssseeeseseoeees oo .| 05/01/2018. | Maturity @ 100.00......ccccevecommcrersiceens | 600,000 600,000 04/15/2018.
263534 BT 5 |E|DUPONTDE NEMOURS AND CO... .| 08/01/2018. | Maturity @ 100.00.........cvvvvvvvveviissssssmsens [ 500,000 .500,000 07/15/2018.
26829G AA 6 |ECMC 182 A - ABS. | 12/25/2018. | Paydown 3302 3392 09/25/2068.
268648 AP 7 |EMC CORP .| 07/01/2018. | Maturity @ 100.00 1,400,000 | ....... 1,400,000 06/01/2018.
29364W AJ 7 |ENTERGY LOUISIANA LLC .| 10/01/2018. | VARIOUS 502,828 500,000 503,274 09/01/2018.
303901 AS 1 |FAIRFAX FINANCIAL HOLDINGS LTD... .1 07/31/2018. | VARIOUS ..321,843 ..300,000 .313,857 . 05/15/2021.
369550 AW 8 | GENERAL DYNAMICS CORP. .| 05/09/2018. | MITSUBISHI UFJ SECURITIES oo | | 462,100 | .........500,000 | . 485325 (23,225)| oo (23,225) | o 6,927 | 08/15/2023.
406216 BC 4 |HALLIBURTON CO - | 1000112018, | VARIOUS .o | 999,550 | ....... 1,000,000 | ... 989,380 | woovvcnne 998,673 | cocevervirrrne 999,819 [L:t)) E— (269) | .......18,444 | 08/01/2018.
438516 BD 7 |HONEYWELL INTERNATIONAL INC.........cocovvveeee .. | 05/09/2018. [ HILLTOP SECURITIES INC........ccovvenrnnee 250,173 250,000 263,550 262,445 261747 | e | e (11,575) | .oovve (11,575) | c..ove. 3,722 | 12/01/2023.
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Statement as of December 31, 2018 ofthe HIMIO Partners, Inc

SCHEDULE D - PART 4
Showing all Long-Term Bonds and Stocks SOLD, REDEEMED or Otherwise DISPOSED OF During Current Year

1 2 3 4 5 6 7 8 9 10 Change in Book/Adjusted Carrying Value 16 17 18 19 20 21
11 12 13 14 15
F Current Bond
o} Year's Interest /
r Unrealized Current | Other-Than- Total Foreign Foreign Stock Stated
ei Prior Year Valuation Year's Temporary | Total Change | Exchange Book/Adjusted | Exchange | Realized Total Gain | Dividends | Contractual
g| Disposal Number of Book/Adjusted Increase | (Amortization)| Impairment | in B.JA.C.V. | Changein | Carrying Value at | Gain (Loss) | Gain (Loss) | (Loss)on Received Maturity
CUSIP Identification Description n Date Name of Purchaser Shares of Stock | Consideration Par Value Actual Cost Carrying Value | (Decrease) | /Accretion | Recognized| (11+12-13) B./AC.V. Disposal Date | on Disposal | on Disposal | Disposal | During Year Date
452308 AJ 8 |ILLINOIS TOOL WORKSINC...ooocccccoorereorveee .| 05/09/2018.| GOLDMAN, SACHS & CO.....rvvrrere.v.... 257,980 250,000 017X 1:x 1 O B TRTCET:)) T S (3,658) 259,291 { oo | e (1,311 ] oo (1311 o 9,549 | 04/01/2019.
452308 AU 3 [ILLINOIS TOOL WORKS INC....ccoocoreonrrvvrrrrrrrner .| 05/09/2018. | State Street 248,823 250,000 249,730 | oo | e 72 D 82 249812 | oo | e TCLI0) p— (990) | ......... 3,385 | 03/01/2019.
458140 BD 1 |INTEL CORP....ooooooccccoreeeeerreene, .| 05/09/2018. | CITIGROUP GLOBAL MARKETS INC.....
..................................... 193,456 200,000 202,216 | .... 202,201 cveeeeeeeeeT18) | e | e (114) 202,088 S— 0 TER V70072
478160 AU 8 |JOHNSON & JOHNSON.......cooooooiiisisssissrsssiiiiiins | 08/01/2018. | Maturity @ 100.00.......c.cccovsevevmvessvvvccs | e | o 1,000,000 | ....... 1,000,000 | ....... 1,207,660 1,021,985 | oo | e (21,985) | cccccevevevereiee [ o [PATRCL:E) ) R 1,000,000 [ coovevorereeereeee | oo | o0 | e 51,500 | 07/15/2018.
494368 BN 2 |KIMBERLY CLARK CORP.......ccccovvvverrriiiericieinns .. | 05/09/2018. | State Street. 248413 250,000 249,636 [ ..o | e, (o N I 93 249731 | oo | eeee(1,318) | i (1,318) | 2,230 | 05/22/2019.
532457 BF 4 |ELILILLY AND CO................... .| 05/09/2018. | State Street 248,798 250,000 249,896 | .ooocooveiverens | crreerns(1,008) | ovvrerors(1,008) | ..o 3,196 | 03/15/2019.
539830 AT 6 |LOCKHEED MARTIN CORP.......cccocooorvvrrrrrrrrren .. | 05/09/2018. | GOLDMAN, SACHS & CO............coecco... 255 415 250000 256437 | oo o (1,022) | o (1,022 | o 5194 | 11/15/2019.
58013M EL 4 |MCDONALDS CORP...........covvveemerrescrirvrrreerrrsss .| 06/28/2018. | HILLTOP SECURITIES INC.. 252,988 250,000 258,157 | oo | cerreen(5,169) | e (5,169) | ... 5,589 | 05/20/2021.
61166W AM 3 [MONSANTO CO . C [ 08/01/2018. | Morgan Stanley. ..124.499 125,000 124,971 11/15/2018.
61945C AF 0 |MOSAIC CO .. | 05/09/2018. | PERSHING LLC.....coovvovvvomrroiemsiiinns | 169,062 175,000 73,765 11/15/2022.
68389X AQ 8 |ORACLE CORP .| 05/11/2018. | BONY/TORONTO DOMINION SECURITI
219,954 220,000 223023 | ... 220,656 220,425 | oo | e (CT4)) p— (Crab o 4,354 | 01/15/2019.
717130 AQ 5 [PHARMACIALLC.......coooeiriricrierieeeirerieseneenns .. [ 12/03/2018. | Maturity @ 100.00..........cvvveemmrvemriiemnes | 500,000 | ... 500,000 | ......... 606,485 | ..o, 519,034 500,000 | oo | e | e 0 ... 32,500 | 12/01/2018.
718546 AC 8 |PHILLIPS 66 .. | 05/09/2018. | PERSHING LLC.......occceecerrrercreerrroe 257,673 250,000 264,440 | .. 262,297 261,325 | oo | e (3,653) | .ooveee (3,653) | .oooe 6,569 | 04/01/2022.
I73316P AG 5 |POPLR 044 AV1- CMO/RMBS .. | 12/26/2018. | Paydown 45 | o 45 Y RSSO DOV TSI | HNSOOOON TSN ) B FOVSITR DO 44 09/25/2034.
.74005P BF 0 [PRAXAIRINC...ooooroooocecccerrer. .| 05/09/2018. | Morgan Stanley............c.v..vvvrrecvverrrees 242,303 250,000 251,838 | .. 251,826 251,706 02/21/2023.
740189 AK 1 |PRECISION CASTPARTS CORP .| 03/01/2018. | Maturity @ 100.0......coovevovormviimsriie | 424,000 | oo 424,000 423,960 424,000 01/15/2018.
.742718 EE 5 |PROCTER & GAMBLE CO |- [12101/2018. [ VARIOUS..........ovvvvmmreienneemnnviimsnsissncens | L 998,265 ,000,000 ...999,656 .999,900 11/15/2018.
h 755111 BT 7 |RAYTHEON CO .| 05/09/2018. | CITIGROUP GLOBAL MARKETS INC.....
250,998 250,000 257,818 | ... 253,605 | covvvveresrirees | v (215 PO I (445) 253,158 10/15/2020.
833034 AH 4 |SNAP-ONINC.....cccoooiiiirmmiciiirrricin - [06/09/2018. | PERSHING LLC....oovoeomsvcesenn | 163,725 | oo 150,000 | ........ 174,360 | oovve. 169,016 | .vvvevvvesrrers | o T ) [ P (1,764) 167,242 09/01/2021.
848580 AA 6 |SPIRIT AIRLINES CLASS A PASS THROUGH | .. | 10/01/2018. | Paydown
CER | 3,292 3292 | 3291 | o © O e | e 3,291 10/01/2029.
882508 AU 8 | TEXAS INSTRUMENTS INC......ccorvvrirrvrirrirennnns .. | 05/09/2018. | State Street. 246,860 250,000 248,940 08/03/2019.
91913Y AN 0 |VALERO ENERGY CORP... | 06/18/2018. | VARIOUS.........oooovoveeniessinmvvvnenssssssss | 162,642 | ......... 155,000 163,237 03/15/2019.
931142 DJ 9 |WAL MART STORES INC... < [ 1211712018, | VARIOUS......coovvenssvccnsssiins | o | oo 999,333 | ....... 1,000,000 2,000,236 [ oo | e (16) s | reeereeeeses(161) | e | e 1,000,075 12/15/2018.
983919 AG 6 |XILINXINC .| 05/09/2018. | State Street 249,130 250,000 | ........ 249,926 249,948 03/15/2019.
98956P AA 0 |ZIMMER HOLDINGS INC.... 05/09/2018. | HILLTOP SECURITIES INC.. o I 408,688 | .......... 400,000 | .......... 450,864 | ... 417,674 414411 11/30/2019.
3899999. Total - Bonds - Industrial and MISCEHIANEOUS.........oooccvveresereresits e | 20,822,913 | .....20,717,729 | .....22,339,958 | .........21,063,644 (132,454) 0 20,937,825 0 |...(212,880) | ......(212,880) | .....592,251 XXX
8399997 Total - Bonds - Part4........cccooviirivsiiiinnnns e | 24,738,930 | ....24,654,102 | .....26,283,435 | ......... 22,567,631 (133,724) [ oo 0| 24,868,835 | ..o 0 |..(227,874)| .....(227,874) | ....631,454 | XXX
8399998. Total - Bonds - Summary Item from Part 5. s | 1,128,551 | ...... 1,100,000 | ....... 1,091,641 | oo |eeveeeeeeneeeeeeeees | 176 | vevsvevssnsnsnns | connnnnnnne1 76 | ovivsvsvssssssnsnss | cossssses 1,091,817 | oo o (5,027)] .......... (5,027) ....... 40,650 XXX
8399999. TOtal - BONS...oc s s | 25,867,481 | ... 25754102 | ....27,375,076 | ......... 22,567,631 .(133,548) 0 25,960,651 0 |...(232,901)] .....(232,901) | ....672,104 | XXX
Common Stocks - Industrial and Miscellaneous
084670 70 2 |BERKSHIRE HATHWAY CLBORD..................... . 102/07/2018.MERRILL LYNCH PIERCE FENNER &
SMITHING. 4,000.000 | ......... 804232 | XXX | . 115525 | ... 792,880 | .... (677,35) [ v | o | (677,355) 15,525 | o | 688,707 | ......688,707 XXX
17275R 10 2 | CISCO SYSTEMS ORD....oooroooeceerereeeeeseesreee | 05/01/2018. | US BANCORP......cc.coooovvvrrevrmssvmsssnnns | | 6,800.000 | ........ 303,548 XXX | 143587 | o 260440 | .. (116,853) | oo [ oo | o (116,853) 143,587 | oo | 159,961 | ...... 159,961 XXX
219350 10 5 |CORNING ORD.. . . .| 04/01/2018. | MERRILL LYNCH PIERCE FENNER &
SMITHING. 31,000000 | ........ 898,731 XK | o 409387 | ......991,690 | .. (582,303) [ | o | (582,303) 409,387 | o | 489,343 | ......489,343 XXX
303901 10 2 | FAIRFAX FINANCIAL HOLDINGS ORD.. | 04/26/2018. | VARIOUS......oovvoesenssvvnssssiens | 2,500.000 | ..... 1,354,799 XXX .(1,009,607) | .. ) 316,243 .1,038,556 |.....1,038,556 XXX
458140 10 0 |INTEL ORD .. |.. | 05/01/2018. | US BANCORP 401,909 XXX ) AT2410 | oo | 229,799 | .....229.799 XXX
58933Y 10 5 |MERCK& COORD.......oooooreeeccecreeeeeereessc oo .| 09/27/2018. | VARIOUS 742,702 XXX ) AB7,465 | oo | 275,237 | ... 275,237 XXX
61945C 10 3 [MOSAIC ORD........oooomresecercorereneessessssirnssseeees .| 05/01/2018. | VARIOUS 449,149 XXX ) 399,536 | oo | e 49613 | ........ 49,613 XXX




Statement as of December 31, 2018 ofthe HIMIO Partners, Inc

SCHEDULE D - PART 4

Showing all Long-Term Bonds and Stocks SOLD, REDEEMED or Otherwise DISPOSED OF During Current Year

1 2 3 4 5 6 7 8 9 10 Change in Book/Adjusted Carrying Value 16 17 18 19 20 21
i 12 13 14 15
F Current Bond
o} Year's Interest /
r Unrealized Current | Other-Than- Total Foreign Foreign Stock Stated
ei Prior Year Valuation Year's Temporary | Total Change | Exchange Book/Adjusted | Exchange | Realized Total Gain | Dividends | Contractual
g| Disposal Number of Book/Adjusted Increase | (Amortization)| Impairment | in B.JA.C.V. | Changein | Carrying Value at | Gain (Loss) | Gain (Loss) | (Loss)on Received Maturity
CUSIP Identification Description n Date Name of Purchaser Shares of Stock | Consideration Par Value Actual Cost Carrying Value | (Decrease) | /Accretion | Recognized| (11+12-13) B./AC.V. Disposal Date | on Disposal | on Disposal | Disposal | During Year Date
651639 10 6 [NEWMONT MINING ORD........cccooevvrerrrrrirerne .1 02/23/2018. | UBS FINANCIAL SERVICES INC............ | 9,000.000 | .......... 344,374 XXX .337,680 | ... (118,285) | oo | e | oo (114,245) 223435 | oo | o 120,939 | ....... 120,939 XXX
717081 10 3 |PFIZER ORD | 09/27/2018. | UBS FINANCIAL SERVICES INC........... | 27,400,000 | .. 1,045,894 XXX eerrersen 992,428 | o (A94,581) | oo [ oo | e (494,581) LCy &Y 8 T 548,048 | ....... 548,048 XXX
718546 10 4 |PHILLIPS 66 ORD | 04/01/2018. | CANTOR FITZGERALD & CO o — 6,000.000 | ......... 543,498 XK | e 57,932 | 606,900 | .....(548,968) | ..cccvorvrrors | o | o (548,968) | .ooovrvrves | o 7<) I 485,566 | ....... 485,566 XXX
80105N 10 5 |SANOFI ADR REP 11/2 ORD.....occcooevmrvrrrorns C| 04/01/2018. | MERRILL LYNCH PIERCE FENNER &
SMITHINCG. 5,000.000 | ... 203,370 XXX | o 126,326 | oo 215,000 | oo (88,674) | oo | o 126,326 | e | o 77,045 | oo 77,045 XXX
828730 20 0 |SIMMONS FIRST NATIONAL CL A ORD.... .| 10/01/2018. | Stephens INC.....cc.coccooecereeeeeeeseroes 3 XXX B R T T P — 0 XXX
878742 20 4 | TECKRESOURCES CL B ORD.. [ 0410172018, | VARIOUS ..o | 72,000.000 | ....... 2,111,785 XXX 1,884,240 | .(1,612,804) | .ovovocvvereec | v | e (1,612,404) 271,836 1,839,949 |....1,839,949 |.. XXX
89417E 10 9 |TRAVELERS COMPANIES ORD.... .. |.. | 04/01/2018. | UBS FINANCIAL SERVICES INC............ | | 6,000.000 | .......... 841,004 XXX | 134730 | .813.840 | . TG KET0)) S F B (679,110) 34,730 [ oo | o 706,274 | ...... 706,274 ) XXX
91913Y 10 0 | VALERO ENERGY ORD...oooovvvrsvvessvsnsissse - | 04/19/2018.| VARIOUS 7,015.000 | ........ 697,362 XXX | 0 123,083 | ... 644,749 | ... (521,696) | ...oooveecoveen | e | e (521,696) 123,053 | cooveverers | o 574,309 | ....... 574,309 | ........ 2252 | XXX
H1467) 10 4 |CHUBBORD........cccoeovrerrrrcrerrnne. D| 02/15/2018. | UBS FINANCIAL SERVICES INC............ 3,750.000 | ..........551,339 XXX | 77.099 | 547988 | ... (470,889) | .. (470,889) | oovvoveeccereccc | e 77,099 || 474,240 474,240 | XXX
9099999. Total - Common Stocks - Industrial and MISCEIANEOUS......c.vvssvssvssi iosisssisssisnsssssssss st | 11,203,698 XXX . (7,388915) | oo | i [ (7,388,915) 7,757,586 |....7,757,586 | ....... 56,215 | XXX
9799997. Total - ComMON SIOCKS = PaIt 4....oesovveessvresssensssnssssssssssssssisssssiisns s || 11,293,698 XXX | 3,536,112 (7,388,915) | oo | 0 | (7,388,915) . 7,757,586 |....7,757,586 | ....... 56,215 | XXX
9799999, Total - COMMON SIOCKS.....vvssvvvrsvsvssssssssssssssssss s ssssssisss svsssisssssssss s | 11,293,698 XXX | 3,536,112 (7,388,915) | oo | e [ (7,388,915) 0 3536,112 | .0 |.7,757,586 |....7,757,586 | ....... 56,215 | XXX
9899999, Total - Preferred and COMMON SHOCKS.......oocvvvivessivrnsisnssvnssssssiss s | 11,293,698 XXX | 3,536,112 (7,388,915) | oo | 0 | (7,388,915) | oo 0 3,536,112 | oo 0|.7,757,586 |....7,757,586 | ....... 56,215 | XXX
9999999. Total - Bonds, Preferred and COMMON SIOCKS........o..coovesivvsiirsiissiis ittt | 37,161,178 XXX ..30,911,188 .(7,380,005) | .....(142,369) | .............0 | ... (7,522,464) 0 29,496,763 0 |.7,524,685 |...7,524,685 | ...728,319 | XXX
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Statement as of December 31, 2018 ofthe HIMIO Partners, Inc

SCHEDULE D - PART 5
Showing all Long-Term Bonds and Stocks ACQUIRED During Year and Fully DISPOSED OF During Current Year

1 2 3 4 5 6 7 8 9 10 11 Change in Book/Adjusted Carrying Value 17 18 19 20 21
12 13 14 15 16
F Current Interest
0 Year's Total Foreign and Paid for
r Par Value Unrealized Current | Other-Than- Foreign | Exchange Dividends | Accrued
ei (Bonds) or Book/Adjusted | Valuation Year's Temporary | Total Change | Exchange Gain Realized | Total Gain | Received | Interest
g Date Disposal Number of Carrying Value at| Increase | (Amortization) | Impairment | in B./A.C.V. | Changein| (Loss)on | Gain (Loss)| (Loss)on During and
CUSIP Identification Description n| Acquired Name of Vendor Date Name of Purchaser Shares (Stock) Actual Cost Consideration Disposal (Decrease) | /Accretion | Recognized| (12+13-14) | BJA.C.V. | Disposal | on Disposal| Disposal Year Dividends
Bonds - U.S. Government
912828 4N 7 |UNITED STATES TREASURY.......cccouvuuue .. | 05/10/2018 | NOMURA SECURITIES/FIXED INCOME. | 09/21/2018 | VARIOUS........ccostuumivmmmmnnrnenississiisniins | covrinns 1,000,000
0599999. Total - BONAS - U.S. GOVEIMMENL. .........c..ooivivieiteiiicteteeeciiietiiie eteteeeeteteseeetesesaetesesasaesessesesesessseessseetesesasssasesseetesssaesesnsssessssssesesssssssesesesesesassessnsesesessassesansssesesnansanans | eversenas 1,000,000
Bonds - Industrial and Miscellaneous
149123 BQ 3 |CATERPILLAR INC.....ooovvvmririririrriis .| 01/01/2018 | RAYMOND JAMES/Fl......coovvvrnrrirrirrienns 03/01/2018 | Call @ 106.431.......ccourrierireereeineinniinns | ereerseiieesiesisnesins | cereseesessissinessens | ceneesseenns 32,155 | o (1 (U 32,155 | oo
DOMINION ENERGY INC FORMERLY
25746U CX 5 |DOMINION RE .. | 05/11/2018 | BONY/TORONTO DOMINION SECURITI | 11/26/2018 | Call @ 100.00..... 100,000 0 0] .. 1,510
494368 BD 4 |KIMBERLY-CLARK CORP........c.ccovvurinne .. | 01/01/2018 | RAYMOND JAMES/Fl.....ccoooviririrsiianiinns 03/01/2018 | Call @ 104.699
3899999. Total - Bonds - Industrial @nd MISCEIIANEOUS...........iuuiiiiiiiiiieiiii ittt sttt nnnsene | enrssnsnees 100,000 | ..ocvovnenee 100,000 | .......... 141,762 | ........... 100,000
8399998. TOtAL = BOMAS...... bk bbbt | eniiis 1,100,000 | ........1,091,641 | ........1,128,551 | ........ 1,091,817
9999999. Total - Bonds, Preferred and COMMON STOCKS............cuiiiiiiiis ottt nnnineaesinninns | ariesins 1,091,641 | ......... 1,128,551 | ......... 1,091,817
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Statement as of December 31, 2018 ofthe HIMIO Partners, Inc

SCHEDULE D - PART 6 - SECTION 1

Valuation of Shares of Subsidiary, Controlled or Affiliated Companies

1 2 3 4 5 6 7 8 9 10 Stock of Such Company
Owned by Insurer on Statement Date
12
Do Insurer's Assets
Include Intangible
NAIC Assets Connected with
Description Company Holding of Such Total Amount of Such | Book/Adjusted Carrying
CUSIP Identification Name of Subsidiary, Controlled or Affiliated Company Foreign Code ID Number | NAIC Valuation Method]  Company's Stock? Intangible Assets Value Nonadmitted Amount Number of Shares % of Outstanding
1. Amount of insurer's capital and surplus from the prior period's statutory statement reduced by any admitted EDP, goodwill and net deferred tax assets included therein: §..........0.
2. Total amount of intangible assets nonadmitted $.......... 0.
A
1 2 3 4 Stock in Lower-Tier Company Owned Indirectly by Insurer on Statement Date

CUSIP Identification

Name of Lower-Tier Company

Name of Company Listed in Section 1
Which Controls Lower-Tier Company

Total Amount of Intangible Assets

Included in Amount Shown in
Column 8, Section 1

5

Number of Shares

6

% of Outstanding

NONE




Statement as of December 31, 2018 ofthe HIMIO Partners, Inc
SCHEDULE DA - PART 1

Showing all SHORT-TERM INVESTMENTS Owned December 31 of Current Year
5 6 7

1 Codes 4 Change in Book/Adjusted Carrying Value 12 13 Interest 20
2 |3 8 9 10 11 14 15 16 17 18 19
F Amount Due
0 Current Year's and Accrued
r Unrealized Other-Than- | Total Foreign December 31
ei Valuation | Current Year's| Temporary Exchange of Current | Nonadmitted Amount Paid for
g Date Maturity Book/Adjusted Increase (Amortization) |  Impairment Change in YearonBond | Due and Effective | When | Received Accrued
Description Code | n| Acquired Name of Vendor Date Carrying Value (Decrease) | Accretion | Recognized B.JA.C.V. Par Value Actual Cost Not in Default | Accrued | Rateof | Rateof | Paid | During Year Interest
U.S. Government Bonds - Issuer Obligations
UNITED STATES TREASURY . | ........... ‘ . | 12/12/2018. | MERRILL LYNCH PIERCE FENNER & SMITH INC............... 06/13/2019. | ..ovvvneee 2,471,928 2,500,000 2,468,656 | ...oocroerinniinnns | [ | e 255 [NJA [ |
0199999. U.S. Government Bonds - Issuer Obligations. .. OO RS POPRRRON 2,471,928 2,500,000 2,468,656 0 0 XXX XXX
0599999. Total - U.S. Government Bonds SRR s 2,471,928 2,500,000 2,468,656 0 0] XXX XXX
Total Bonds
7799999. Subtotals - Issuer Obligations.... 2,471,928 2,500,000 2,468,656 0 0] XXX XXX
8399999. Subtotals - Bonds, OO OO OO PO O PO PP PP 2,471,928 2,500,000 2,468,656 0 0] XXX XXX
9199999. Total - Short-Term Investments.. . et et een 2,471,928 XXX 2,468,656 0 0 XXX XXX
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Statement as of December 31, 2018 ofthe HIMO Partners, Inc

Sch.DB -Pt. A-Sn. 1
NONE

Sch. DB - Pt. A-Sn. 2
NONE

Sch. DB - Pt. B - Sn. 1
NONE

Sch. DB -Pt. B - Sn. 2
NONE

Sch. DB -Pt. D - Sn. 1
NONE

Sch. DB -Pt. D - Sn. 2
NONE

Sch. DL - Pt. 1
NONE

Sch. DL - Pt. 2
NONE

E18, E19, E20, E21, E22, E23, E24, E25



Statement as of December 31, 2018 ofthe HIMO Partners, Inc

SCHEDULE E - PART 1 - CASH

1 4 5 6 7
Amount of Interest
Rate of Amount of Interest | Accrued December 31
Depository Code | Interest | Received During Year of Current Year Balance *
Open Depositories
Bank of America Little ROCK, AR.........cooriiiiceinciecseesses s [ cevenes 27,315,171 | XXX
Simmons First National Bank Pine BIUff, AR.......oiiiiiiiiiieiiecieesieseesiisees s | crveeens 539,827 | XXX
US Bank. Litte ROCK, AR ...vvvveerrversaeressssessessesssssssssessssessssssessssssssssssssssssssnne | sosseeses 755,826 | XXX
0199999. Total - Open Depositorie: XXX XXX 0 0 28,610,824 | XXX
0399999. Total Cash on Deposit. XXX XXX 0 0 28,610,824 | XXX
0599999. Total Cash XXX XXX 0 0 28,610,824 | XXX
TOTALS OF DEPOSITORY BALANCES ON THE LAST DAY OF EACH MONTH DURING THE CURRENT YEAR
1. January 37,012,806 |4. April (19,593,658) | 7. July. (3,755,921) | 10. October. 3,703,011
2. February 9,185,130 | 5. May. (3,059,157) | 8. August. 4,673,753 | 11. November. (5,945,765)
3. March 10,097,994 |6. June. 852,230 | 9. September. 3,877,504 | 12. December. (8,417,374)
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Statement as of December 31, 2018 ofthe HIMIO Partners, Inc
SCHEDULE E - PART 2 - CASH EQUIVALENTS

Show Investments Owned December 31 of Current Year

1 2 3 4 5 6 7 8 9
CUSIP Description Code Date Acquired | Rate of Interest | Maturity Date Book/Adjusted Carrying Value Amount of Interest Due & Accrued |  Amount Received During Year
Bonds - U.S. Special Revenue & Special A 1t Obligations and all Non-Guaranteed Obligations of Agencies and Authorities of Governments and Their U.S. Political Subdivision - Issuer Obligations
FEDERAL HOME LOAN BANKS........ocutuiiutiatiiuitseitsesssee st ess et sss s s s s8££ 8 8454888158818 £ 8 h bR f R e e beeee Eheb b e b s bbb bbbt 12031/2018....c.. | e 01/02/2019....... . 299,983 18
FEDERAL HOME LOAN BANKS.........coturiutiuuieuisiesssessseessess st stk 8888488848t E b tee Hieb b et bbbt 12/31/2018....c. | e 0202712019, | 208864 | i
2599999. U.S. Special Revenue & Special Assessment Obligations - ISSUET OBGALONS.................rriiirriiirei e emsss e Leine s 0 18
3199999. Total - U.S. Special Revenue & Special Assessment Obligations and all NOn-GUErant@ed OBIIGALIONS..............euuiuiuriirireiriirieeieis ettt eere feeseeseseesse s e s et e s s s e b st e s s e e e b eebebans Hateaesessessebsees s e b e e ss s s b b entessenanteia 0 18
Total Bonds
7799999. SUDLOLAIS = ISSUBT OBIIGALIONS.........c.vviiiieciriceicieii st s sS04 8 4048080808080 R 10 S04 E LSRR SRR SELR SRRt | 598,847 | ........... 0 18
8399999, SUBLOLAIS = BONMS...----- 0 s | s 598,847 | ......... 0 .18
Exempt Money Market Mutual Funds as Identified by the SVO
60934N 50 0 [ FEDERATED TREAS OBL INST ... iituiiiuiiuueiiuiiseisseeessssesessssessesssessse st ssses st s 8448585158888 8 588 b et b ee4 st Eb bR bbbttt 12/31/2018....... . 2.280 | oo | o 2,437,629
8599999. Total - Exempt Money Market Mutual Funds as Identified by the SVO s OSSR © e ——————————————————————————
8899999. Total - Cash Equivalents e
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Statement as of December 31, 2018 ofthe HIMO Partners, Inc

SCHEDULE E - PART 3 - SPECIAL DEPOSITS

1 Deposits for the
Benefit of All Policyholders All Other Special Deposits
3 4 5 6
Type of Book/Adjusting Book/Adjusting
States, Etc. Deposit Purpose of Deposit Carrying Value Fair Value Carrying Value Fair Value
1. Alabama
2. Alaska
3. Arizona..
4. Arkansas... HMO. 300,000 347,882
5. California...
6. Colorado
7. Connecticu
8. Delaware
9. District of Columbi
10.  Florida
11, GEOGia. e .
12.  Hawaii Hi e
13.  Idaho. [[0]) IS
14.  lllinois ILf..
15, Indiana.......cccooveeirneninecienieens IN [
16.  lowa A s
17.  Kansas
18.  Kentucky... IR
19, Louisiana........cccoourveeeriinerinenees LA| s
20. Maine ME]| ..
21.  Maryland MD | .o
22.  Massachusetts.............cccocveruennee MA | .
23.  Michigan MI..
24, Minnesota........cccocouruvrvvieriinnnns MN]..
25.  Mississippi LYY ——
26.  Missouri
27.  Montana....
28. Nebraska
29.  Nevada..........
30.  New Hampshire. N RO
31, New Jersey....oocrvereeneneeeNd | i
32. New Mexico.
33.  New York... [
34, North Carolina..........cccccorervene e NC | o
35.  North Dakota.
36.
37.  OKlahoma.......ccccovevmeerveeerneerneec OK [ s
38.  Oregon.
39.  Pennsylvania s
40.  Rhode Island...........ccccoounuriinennens (U I
41.  South Carolina........ccccooeuruurnnecad SC|..
42. South Dakota SD ..
43, Tennessee...........oomreriniienens TN [
44, Texas.
45, Utah.oenns
46.  Vermont
47.  Virginia
48.  Washington . R
49, West Virginia......c..ooevveerevrerienncd WV i
50.  Wisconsin..
51. Wyoming... "
52.  American Samoa............ccccvee AS | ..
53.  Guam GU|..
54.  Puerto RiCO......cocomeriunrrircriins PR .o
55.  US Virgin Islands..........ccccconerunen AT/
56.  Northern Mariana Islands..
57. Canada RO
58.  Aggregate Alien and Other.......... OT | XXX XXX 0 0 0
5 Total XXX XXX 300,000 347,882 0
DETAILS OF WRITE-INS
BBOT. e | s
5B02. v | e
5803, s | s
5898. Summary of remaining write-ins for
line 58 from overflow page................ XXX XXX 0 0 0
5899. Total (Lines 5801 thru 5803+5898)
(Line 58 above)...........cooorvvviiisinieenes XXX XXX 0 0 0
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